DSP BlackRock Mutual Fund

MAFATLAL CENTRE, 10TH FLOOR, NARIMAN POINT, MUMBALI - 400021.

Half-Yearly Portfolio Statement for the period ended September 30, 2012

DSP BLACKROCK

MUTUAL FUND

DSP BlackRock Equity Fund DSP BlackRock Opportunities Fund

Open Ended Growth Scheme Open Ended Growth Scheme
No. Name of Instrument g S Market v C % to Net No. Name of Instrument ating y (64
Lakhs) Assets Lakhs)
EQUITY & EQUITY RELATED [ | | EQUITY & EQUITY RELATED [ [ [
Listed / awaiting listing on the stock exchanges Listed / awaiting listing on the stock exchanges
1 Reliance Industries Petroleum Products 1.907.551 5.970.02 6.08% 1 CICI Bank Banks 323,236 3.422.42 6.08%
2 HDFC Bank Banks 2.303.144 4.490.23 5.52% 2 HDFC Bank Banks 420,056 2.642.78 4.69%
3 [Larsen & Toubro Construction Project 783.667 2.513.59 4-772/0 3 Reliance Industries Petroleum Products 296,494 2.482.25 4.41%
3—{Buarat Petroleum Corpn. fetroleum Products L0 T 1 4 |Infosys _ Software 92,221 2.337.76 4.15%
3 ndusind Bank Banks T908.056 6 779'32 2‘58% S Tata Consultancy Services Software 114931 489.39 2.64%
. . - 0
7 [HCL Technologies Software 172,117 6.768.30 2.58% Lol e . Banks o e oL
8 |Godrej Industries Chemicals 2351787 6.751.98 2.57% < Qusing ‘Jeve opment tinance Lorporafion _Jinace N ENTE 03T > e
9 |Kotak Mahindra Bank Banks 1,033,494 6.704.79 2.55% 5 L Tk T 9308 607 REIA
0 |Zee Entertainment Enterprises Media & Entertainment 3.333.303 6,511.61 2.48% -arse Oubro onstruction 11ojec = —
I Tata Motors - A Class Auto 4022006 6.479.45 5 47% 0 TC Consumer Non Durables 470,588 281.88 2.28%
= = = = 773 0,
2 |Tata Global Beverages Consumer Non Durables 4.116.244 5.880.05 2.24% ; \(I?#rT\e/z}im)l](s) a?eks Sngl\(;are ggé ?gg = ?é(S) %(2)(3)0?
3 |Hindustan Unilever Consumer Non Durables 997.091 5.442.62 2.07% = Dr. Reddv's L % — Ph roals 63.671 3003 ,,'010/0
4 Grasim Industries Cement 159.033 5,270.75 2.01% 2 r. Reddy's Laboratories armaceuticals 30. 2.01%
5 [Marut Suzuki India Auto 368321 407454 907, 4 Oracle Financial Services Software Software 36,687 03.93 .96%
é Eicher Motors Auto 514868 2.966.03 ‘890/0 S Bharat Petroleum Corpn. Petroleum Products 306.685 69.41 .90%
7 “u o = Pharmaceuticals 565257 Y 560A55 ‘740/” 6 Power Grid Corporation of India Power 836,427 007.89 .79%
3 E\Ig Vysva Bank Banks T083.07 ) ‘68‘% 7 Nestle India Consumer Non Durables 22,650 997.04 T7%
9 TArvind Textile Products 527620 T 75:81 :59% 18 Tata Motors - A Class Auto 555,974 895.67 1.59%
20 __|EID Parry India Consumer Non Durables 1.823.68 4.154.35 58% 19 |Coal India Minerals/Mining 212,622 763.21 1.35%
21 _|Gujarat Mineral Development Corporation inerals/Mining 2,099.10 4.147.82 .58% 20 Bajaj Auto Auto 40,074 733.39 1.30%
22 | Tata Chemicals Chemicals 1,291,07 4,142.42 58% 21 Tata Global Beverages Consumer Non Durables 508.881 726.94 1.29%
3 [Glenmark Pharmaceuticals Pharmaceuticals 968.797 4.078.15 .55% 22 Hindalco Industries Non - Ferrous Metals 595,906 719.26 1.28%
24 |Bajaj Finance Finance 344,588 4.065.28 .55% 23 Max India Industrial Products 305,719 685.73 1.22%
25 _|Godrej Properties Construction 637,260 3.803.49 A45% 24 Mahindra & Mahindra Financial Services Finance 74,387 667.55 1.19%
26 | Tata Motors Auto 1,408.463 3.,768.34 .44% 25 United Spirits Consumer Non Durables 53,182 646.75 1.15%
27 _|Bombay Dveing & Mfg Co. Textiles - Synthetic 741,503 3,655.24 .39% 26 Ambuja Cement Cement 317,041 640.42 1.14%
28 nfo Edge (India) Software _ i 1,039,180 3,626.74 .38% 27 Baja] Finance Finance 53.739 633.99 1.13%
29 [Voltas Construction Project 2,831,155 3,537.53 35% 28 [Motherson Sumi Systems Auto Ancillaries 283,522 633.96 1.13%
37— chuorat Ppavay Fon Lapotation R e S 29 |Prestige Estate Project Construction 457,044 620.71 1.10%
. .30% - - -
32 [Bayer Cropscience Pesticides 318.450 3.399.14 30% 30 [Cipla . Pharmaceuticals 159,608 606.67 1.08%
33 |Bajaj Finserv Finance 383.490 3350 17 8% 31 HCL}Technologles Software 104,766 604.97 1.0704
34_[Max India ndustrial Products 1.399.942 3.140.07 20% 32 |Grasim Industries __ Cement 17.721 387.32 04%
35 [Karur Vysva Bank Banks 721,770 5.967.00 13% 33 Sterlite Industries ( India ) Non - Ferrous Metals 581.503 578.89 .030A;
36 [Sadbhav Engineering Construction Project 1,800,251 2,652.67 .01% 34 Jaiprakash Associates Construction 700.237 575.94 'OZUA’
37 _|Cadila Healthcare Pharmaceuticals 301,250 2,631.72 .00% 35 Shriram City Union Finance nance 74,500 570.26 01%
3% |Dish TV India edia & Entertainment 3.063.166 35.508.64 06%% 36 Glenmark Pharmaceuticals Pharmaceuticals 132.868 559.31 99%
39 [SKS Microfinance Finance 931.033 2.502.62 0.95% 37 llupin_ : harmaceuticals 23,044 334.50 0.98%
40 |Hathway Cable & Datacom edia & Entertainment 088.078 5.464.50 0.94%, §8 Zee Entertainment Enterprises edia & Entertainment 275.10 537.42 0.95%
41_[Pantaloon Retail (India) Retailing 149.882 2.460.75 0.94% 39 [Marico i Consumer Non Durables 266,228 532.72 0.95%
12 |Cummins India ndustrial Products 136.844 5.459.78 0.94% 40 United Breweries Consumer Non Durables 78.685 514.25 0.91%
23 |Bank of Baroda Banks 295.059 5353908 0.90% 41 Union Bank of India Banks 242,012 503.02 0.89%
44 |Bata India Consumer Durables 219351 2.143.72 0.82% 42 10il & Natural Gas Corpn 0il 176,969 497.02 0.88%
45 [Bharat Forge ndustrial Products 674.233 2.060.12 0.78% 43 lBata India ‘ Consumer Durables 48,770 476.63 0.85%
16 |State Bank of India Banks 90 747 5.033.08 0.77% 44 Hexaware_Technologles Software 383.386 466.96 0.83%
47 _|IPCA Laboratories Pharmaceuticals 401,251 .943.06 0.74% 45 |Tech Mahindra . Software 47,455 461.29 0.82%
48 |Zuari Holdings # Finance 561.620 77.53 0.72% 46 Sun Pharmaceuticals Industries harcheutlca_ls 65,426 455.07 0.81%
49 [Lakshmi Machine Works ndustrial Capital Goods 90,616 841.91 0.70% 47 Crompton Greaves ndustrial Capital Goods 355,254 447.93 0.80%
50 |SRF Textile Products 814,999 .826.82 0.70% 48 Axis Bank Banks 38,693 439.55 0.78%
51__|ICICI Bank Banks 171,890 19.97 0.69% 49 Tat'a Motors _ Auto __ 164,129 439.13 0.78%
52| GlaxoSmithKline Consumer Healthcare Consumer Non Durables 55,818 75.43 0.64% 50 Exide Industries Auto Ancillaries 278,557 427.03 0.76%
3 [Power Finance Corporation Finance 881.619 665.82 0.63% 51 3M India Trading 10,401 420.96 0.75%
54 |Ranbaxy Laboratories harmaceuticals 306.879 625.69 0.62% 52 Shree Cement Cement 10,818 420.89 0.75%
55 | Trent Retailing 135315 587.18 0.60% 53 Tata Power Co. Power 382.635 409.23 0.73%
56 |KPIT Cummins Infosystems Software 1,278,145 582.34 0.60% 54 Petronet LNG Gas 254,281 401.64 0.71%
57 | Tata Communications Telecom - Services 646,783 573.62 0.60% 55 JM Financial Finance 2,415,175 376.77 0.67%
58 [Punjab National Bank Banks 186,040 563.29 0.60% 56 ING Vysvya Bank Banks 90.000 366.30 0.65%
59 |Oriental Bank of Commerce ?a ks 428.923 294.70 0.4 92& 57 Arvind Textile Products 154148 362.86 0.64%
60 | Wipro Software 337,527 286.15 0.49% 58 [Hindustan Unilever Consumer Non Durables 62,308 342.84 0.61%
61 INNT _ Software 3,593,860 151.83 0.44% 59 |Godrej Industries Chemicals 119,091 34191 0.61%
g% g}l;uh lt:llfllance o <lgantc&} g e gg? ig gzggg 83?(;’ 60 Colgate Palmolive (India) Consumer Non Durables 27,137 327.54 OASSZA,
o taria) ea\g ectricals )n ustrial Capital Goods e ST 0'36"/0 61 Mangalore Chemicals & Fertilizers Pesticides 696.593 324.26 0.58%
ata Power Co. ower 5 . .36% > Maruti ki Indi Aut 23 871 22 4 579
65 1Zuari Global Fertilisers 560.241 195.26 0.30% STV Netwoe Viodia & Erfortatament Rl 30548 D
e i dusirial Capilal Goods RO et gl 64 [Cadila Healthcare Pharmaceuticals 35240 307.86 0.55%
N - 13% e - : =
68 Bharat Forge - Warrant ndustrial Products 145,000 60.54 0.02% 65 p]dlhte lnflustrles Cher.ngcals 148,063 305.23 0'540A)
Total 258.111.92 98.34% 66 Rallis India Pesticides 201,143 292.66 0.52%
athway Cable atacom edia ntertainment . . o
— . 67 Hath Cable & D Media & E i 128.000 289.92 0.51%
Unlisted 68 Asian Paints Consumer Non Durables 7,032 276.70 0.49%
69 |Magnasound (India) **~ Media & Entertainment 25.000 _ 0.00% 69 Bharti Airtel Telecom - Services 101,542 269.54 0.48%
70 __|SIP Technologies & Export **~ Software 122.549 - 0.00% 70 Power Finance Corporation Finance 141,189 266.78 0.47%
Total - 0.00% 71 Infrastructure Development Finance Company [Finance 172,724 266.77 0.47%
72 ACC Cement 15,987 235.02 0.42%
DERIVATIVES i . 73 |Gujarat State Fertilizers & Chemicals Fertilisers 283,125 226.22 0.40%
71 FTY Put Dec 12 Index ODII.OH 248,200 82.28 0.030/0 74 Cairn India 0il 66.105 218.84 0.39%
72 FTY Put Oct 12 Index Option 156.700 7.05 0.00% 75 |Voltas Construction Project 162,000 202.42 0.36%
Total 89.33 0.03% 76 IVRCL Infrastructures & Projects Construction 427.775 98.70 0.35%
- 77 Tata Steel Ferrous Metals 48.051 92.64 0.34%
CBLO / Reverse Repo Investments 1.129.26 0.43% 78 |Strides Arcolab Pharmaceuticals 21115 86.81 0.33%
Total 1,129.26 0.43% 79 Havells India Consumer Durables 29,580 84.73 0.33%
. 80 IRB Infrastructure Developers Construction 120,707 83.53 0.33%
Cash & Cash Equivalent . - 31 Jyothy Laboratories Consumer Non Durables 111,410 77.98 0.32%
¥§:a1}ecewables/l’avables g }%318 112230//" 82__|CESC Power 40.907 35.67 0.24%
2o =0 83 Wipro Software 33.529 27.76 0.23%
GRAND TOTAL 262.453.81 100.00% 34 CMC Software 10.000 1016 0.20%
Notes : 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations, 2 #Pending Listing on Stock Exchange 3 ~Less than 0.01% 85 Gujarat State Petronet Gas 49.000 39.54 0.07%
Total 55,819.46 99.14%
DERIVATIVES
0 86 NIFTY Put Dec 12 Index Option 59,600 19.76 0.04%
DSP BlackRock TOp 100 qullty Fund 87 _ |Jaiprakash Associates Oct 2012 Stock Futures 24,000 19.54 0.03%
Open Ended Growth Scheme Lozl SR D073
Sr. No. Name of Instrument Rating/Industry Quantity Market wtluf % to Net Assets ggg{)I&N%’I‘CI})IiMENTS
(% Lakhs) Listed / awaiting listing on the stock exchanges **
88 Britannia Industries CRISIL AAA 39.500 66.60 0.12%
EQUITY & EQUITY RELATED Total 66.60 0.12%
Listed / awaiting listing on the stock exchanges
1 HDFC Bank Banks 4540 864 28.568.85 8.08% CBLO / Reverse Repo Investments 439.71 0.78%
2 |Reliance Industries Petroleum Products 3,115,733 26,084.92 738% LT 3071 0.78%
3 Larsen & Toubro Construction Project 1,375,902 21,970.40 6.22% Cash & Cash Eauivalent
4 |Kotak Mahindra Bank Banks 2,412,612 15,651.82 4.43% Ash & S ash Lquivaten -
3 Tnfosys Software 539.970 12.955.42 3% Net Receivables/Payables (38.67) (0.11%)
) ,955. . ’
6 Bharat Petroleum Corpn. Petroleum Products 4,251,172 14,823.84 4.19% giileD TOTAL 3 6(;,28 66473 1(0061010/.;)
7 Hindustan Unilever Consumer Non Durables 2,412,496 13,168.61 3.73% - — — - - - — - '_ -
3 HCL Technologies Software 2,248,834 12,985.89 3.67% Notes: 1. ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations. 2. All corporate ratings are assigned by rating
9 Zee Entertainment Enterprises Media & Entertainment 6,442,084 12,584.61 3.56% agencies like CRISIL, CARE, ICRA, FITCH.
10 Tata Motors - A Class Auto 7,729,310 12,451.92 3.52%
11 IndusInd Bank Banks 3,284,405 11,669.49 3.30%
12 Maruti Suzuki India Auto 853,875 11,532.44 3.26% .
13 [ICICI Bank Banks 998,820 10,575.51 2.99% DSP BlackRock India T.I.G.E.R. Fund
14 State Bank of Indi Banks 464,045 10,397.39 2.94% .
o s - 58 OFY) R (The Infrastructure Growth and Economic Reforms Fund)
16 |Tata Motors Auto 3,608,454 9,654.42 2.73% Open Ended Diversified Equity Scheme
17 DLF Construction 3,818,229 8,906.02 2.52%
18 Wipro Software 2,185,847 8,329.17 2.36% Sr.No. Name of Instrument Rating/Industry Quantity  Market value % to Net
19 Jaiprakash Associates Construction 9,806,287 8,065.67 2.28% Lakhs) Assets
20 Cipla Pharmaceuticals 2,069,504 7,866.18 2.23%
21 United Breweries Consumer Non Durables 1,151,381 7,524.85 2.13% EQUITY & .E.QUI_TY RELATED | | [ [
22__[ABB Tndustrial Capital Goods 773,895 6,196.19 1.75% - ILcligd é ”lv(a""_'gmg on the stock exchanges — T s =
23 |Lupin Pharmaceuticals 996,446 5,938.32 1.68% L e . : S
24| Cummins India Industrial Products 844,198 426331 121% = fhamen & Toubo Sumnituction Projedt e e b
25 |Tata Power Co. Power 3,396,440 3,632.49 1.03% 4 Reliance Industries Petroleum Products 717,990 6.011.01 3.87%
26 Cadila Healthcare Pharmaceuticals 393,528 3,437.86 0.97% 5 IndusInd Bank Banks 1,426,823 5,069.50 3.27%
27 Power Finance Corporation Finance 1,695,279 3,203.23 0.91% 6 Grasim Industries Cement 146,913 4,869.06 3.14%
28 Bank of Baroda Banks 399,000 3,183.22 0.90% 7 State Bank of India Banks 180,366 4,041.28 2.60%
29 |Ranbaxy Laboratories Pharmaceuticals 593,983 3,146.62 0.89% — Pty — — 0%
30 |Bharat Heavy Electricals Tndustrial Capital Goods 1.251,688 3,091.04 0.87% o J{:g;()ﬁer ssociates onsiruction [P S g == 0,,//“
- . ,575. .30%
3L |GAIL (India) Gas 750,000 2,870.62 0.81% 11 [Power Grid Corporation of India Power 2.901,786 3.496.65 2.25%
32 Punjab National Bank Banks 327,917 2,755.49 0.78% 12 Bank of Baroda Banks 437.897 3.493.54 2.25%
33 Marico Consumer Non Durables 1,317,650 2,636.62 0.75% 13 Sadbhav Engineering Construction Project 2,356,342 3.472.07 2.24%
34 NTPC Power 1,562,391 2,626.38 0.74% 14 Reliance Infrastructure Power 617,132 3,317.70 2.14%
35 Colgate Palmolive (India) Consumer Non Durables 217,036 2,619.62 0.74% 15 Union Bank of India Banks 1,578,642 3,281.21 2.1 IZA’
36 |Exide Industries Auto Ancillaries 1,649,466 2,528.63 0.72% 1 ‘7’ nge','%“:dla : gf’“;umer Durables 1 ;“l’gégg g (1)}‘;% fgé U;“
n - o ani Enterprises rading , , . .96%
37 |Mahindra & Mahindra Auto 197,580 LT08.47 0.48% 18 [Sterlitc Industrics ( India ) Non - Ferrous Motals 3.061.435 3.047.66 1.96%
38 |Coal India Minerals Mining 268,275 962.97 0.27% 19 [IRB Infrastructure Developers Construction 1,992,485 3,029.57 1.95%
Total 332,454.54 94.05% 20 KEC International Power 3,777,296 2,772.54 1.79%
21 Cummins India Industrial Products 511,826 2,586.00 1.67%
DERIVATIVES 22 IL & FS Transportation Networks Transportation 1,302,946 2,534.88 1.63%
39 NIFTY Index Future Oct 2012 Index Future 182.000 10.427.78 2.95% 23 AstraZeneca Pharma India Pharmaceuticals 144,164 2,398.17 1.54%
. y ; 5 24 NHPC Power 12,005,185 2,317.00 1.49%
3? Eigz g”: gef 1122 i"gex gp?"“ ;égggg loz‘ii 883;” 25 [Ashoka Buildcon Construction Project 1,000,525 2.288.20 147%
utte ncex Lption 2 - = 26 |Engincers India Construction Project 951,643 2.248.73 1.45%
Total 10,546.50 2.98% 27 __|NTPC Power 1,316,607 2213.22 1.43%
28 Max India Industrial Products 979,233 2,196.42 1.41%
CBLO / Reverse Repo Investments 6,145.96 1.74% 29 Bosch Auto Ancillaries 25,000 2,182.65 1.41%
Total 6,145.96 1.74% 30 CESC Power 619,090 2,053.21 1.32%
31 Mahindra & Mahindra Financial Services Finance 226,937 2,036.53 1.31%
Cash & Cash Eauivalent 32 Indian Oil Corporation Petroleum Products 804,142 2,014.38 1.30%
51 & Tash “quivaten - 33 Coal India Minerals/Mining 550,288 1,975.26 1.27%
Net Receivables/Payables 434141 1.23% 34 |Bharat Electronics Industrial Capital Goods 148712 1,797.26 1.16%
Total 4,341.41 1.23% 35 Gateway Distriparks Transportation 1,091,125 1,592.50 1.03%
GRAND TOTAL 353,488.41 100.00%

Page |



Page?2

DSP BLACKROCK

MUTUAL FUND

DSP BlackRock India T.I.G.E.R. Fund (Con't)

(The Infrastructure Growth and Economic Reforms Fund)

Open Ended Diversified Equity Scheme

DSP BlackRock Mutual Fund

MAFATLAL CENTRE, 10TH FLOOR, NARIMAN POINT, MUMBALI - 400021.

Half-Yearly Portfolio Statement for the period ended September 30, 2012

36 Nagarjuna Construction Co. Construction Project 3,378,134 1,584.34 1.02%
37 Qil India Oil 312,845 1,538.88 0.99%
38 IVRCL Infrastructures & Projects Construction 3,266,919 1,517.48 0.98%
39 Bharat Petroleum Corpn. Petroleum Products 404,623 1,410.92 0.91%
40 Power Finance Corporation Finance 723,468 1,366.99 0.88%
41 Jaiprakash Hydro Power Power 3,642,927 1,284.13 0.83%
42 Reliance Power Power 1,299,442 1,276.05 0.82%
43 Spicejet Transportation 3,412,339 1,265.98 0.82%
44 Torrent Power Power 658,760 1,158.43 0.75%
45 Bayer Cropscience Pesticides 108,245 1,15541 0.74%
46 Madras Cements Cement 580,000 1,117.37 0.72%
47 Tecpro Systems Industrial Capital Goods 688,484 1,109.49 0.71%
48 Bharti Airtel Telecom - Services 397415 1,054.94 0.68%
49 Orient Paper & Industries Cement 1,400,000 1,038.10 0.67%
50 Shriram City Union Finance Finance 130,500 998.91 0.64%
51 Lanco Infratech Construction Project 6,334,127 953.29 0.61%
52 Sobha Developers Construction 234,285 859.24 0.55%
53 Prestige Estate Project Construction 600,000 814.50 0.52%
54 GAIL (India) Gas 209,609 802.28 0.52%
55 Dish TV India Media & Entertainment 959.400 791.98 0.51%
56 Housing Development Finance Corporation Finance 97,175 752.52 0.48%
57 Adani Power Power 1,302,956 689.92 0.44%
58 PTC India Power 961,672 681.83 0.44%
59 Siemens Industrial Capital Goods 81,524 578.05 0.37%
60 JK Cement Cement 215,000 54191 0.35%
61 DLF Construction 230.150 536.82 0.35%
62 Bajaj Electricals Consumer Durables 230,746 457.80 0.29%
63 Cairn India Oil 134,390 444.90 0.29%
64 Hindustan Zinc Non - Ferrous Metals 315,000 428.40 0.28%
65 Hindalco Industries Non - Ferrous Metals 309,189 373.19 0.24%
66 Ador Welding Industrial Products 255,979 343.27 0.22%
67 Ramky Infrastructure Construction 226,942 229.55 0.15%
68 JK Lakshmi Cement Cement 606,040 75.48 0.05%
Total 153,347.73 98.76%
DERIVATIVES
69 Jaiprakash Associates Oct 2012 Stock Futures 100,000 81.40 0.05%
70 NIFTY Put Dec 12 Index Option 207,500 68.79 0.04%
Total 150.19 0.09%
CBLO / Reverse Repo Investments 1,738.86 1.12%
Total 1,738.86 1.12%
Cash & Cash Equivalent
Net Receivables/Payables (3.40) 0.03%
Total (3.40) 0.03%
GRAND TOTAL 155,233.38 100.00%

DSP BlackRock Technology.com Fund
Open Ended Growth Scheme

Sr. No. Name of Instrument Rating/Industry Quantity Market value @ % to Net Assets
Lakhs)
EQUITY & EQUITY RELATED |
Listed / awaiting listing on the stock exchanges
1 Infosys Software 59,977 1,520.39 33.83%
2 Tata Consultancy Services Software 40,540 525.36 11.69%
3 HCL Technologies Software 77,718 448.78 9.99%
4 NIIT Technologies Software 146,027 435.16 9.68%
5 CMC Software 35,000 385.58 8.58%
6 Tech Mahindra Software 27,080 263.23 5.86%
7 Oracle Financial Services Software Software 8,491 255.50 5.69%
8 Hexaware Technologies Software 180,483 219.83 4.89%
9 Zee Entertainment Enterprises Media & Entertainment 91,287 178.33 3.97%
10 Dish TV India Media & Entertainment 102,780 84.84 1.89%
11 Bharti Airtel Telecom - Services 30,272 80.36 1.79%
12 Idea Cellular Telecom - Services 71,384 60.89 1.35%
Total 4,458.25 99.21%
Unlisted
13 City Online Services **~ ISP 200,000 - 0.00%
Total - 0.00%
CBLO / Reverse Repo Investments 19.99 0.44%
Total 19.99 0.44%
Cash & Cash Equivalent
Net Receivables/Payables 15.70 0.35%
Total 15.70 0.35%
GRAND TOTAL 4,493.94 100.00%

Notes: 1. ~Less than 0.01%. 2. ** Non Traded / Thinly Traded in accordance with SEBI Regulations/Guidelines.

DSP BlackRock Focus 25 Fund
Open Ended Equity Growth Scheme

DSP BlackRock Small and Mid Cap Fund

Open Ended Equity Growth Scheme

Sr. No. Name of Instrument Rating/Industry Market value % to Net
(& Lakhs) Assets
EQUITY & EQUITY RELATED [ I I
Listed / awaiting listing on the stock exchanges
1 Godrej Industries Chemicals 1,629,806 4,679.17 3.82%
2 Tata Global Beverages Consumer Non Durables 2,985,241 4,264.42 3.48%
3 EID Parry India Consumer Non Durables 1,684,966 3,838.35 3.13%
4 Eicher Motors Auto 157,848 3,648.18 2.98%
5 Gruh Finance Finance 1,714,432 3,552.30 2.90%
6 Max India Industrial Products 1,513,642 3,395.10 2.77%
7 Bajaj Finserv Finance 377,684 3,299.45 2.69%
8 Bombay Dyeing & Mfg Co. Textiles - Synthetic 666,025 3,283.17 2.68%
9 Gujarat Mineral Development Corporation Minerals/Mining 1,647,315 3,255.09 2.66%
10 ING Vysya Bank Banks 781,029 3,178.79 2.59%
11 CMC Software 282.219 3.109.07 2.54%
12 Unichem Laboratories Pharmaceuticals 1,531,590 2,999.62 2.45%
13 Arvind Textile Products 3,643,617 2,911.25 2.38%
14 Glenmark Pharmaceuticals Pharmaceuticals 685,972 2,887.60 2.36%
15 Shree Cement Cement 73,682 2,866.71 2.34%
16 Voltas Construction Project 2,196,373 2,744.37 2.24%
17 Tata Chemicals Chemicals 831,909 2,669.18 2.18%
18 Bajaj Finance Finance 218,306 2,575.47 2.10%
19 Godrej Properties Construction 429.072 2.560.92 2.09%
20 Info Edge (India) Software 722,980 2,523.20 2.06%
21 Bayer Cropscience Pesticides 232,341 2.480.01 2.02%
22 Kajaria Ceramics Construction 1,232,056 2,420.37 1.98%
23 Prestige Estate Project Construction 1,780,274 2,416.72 1.97%
24 Tata Coffee Consumer Non Durables 241,229 2,414.82 1.97%
25 Gujarat Pipavav Port Transportation 4,129,540 2,157.68 1.76%
26 Titagarh Wagons Industrial Capital Goods 654,940 2,121.35 1.73%
27 CESC Power 618,939 2,052.71 1.68%
28 Dish TV India Media & Entertainment 2,435,771 2.010.73 1.64%
29 Sadbhav Engineering Construction Project 1,289,067 1,899.44 1.55%
30 KPIT Cummins Infosystems Software 1,525,170 1,888.16 1.54%
31 KEC International Power 2,479,151 1,819.70 1.49%
32 Bharat Forge Industrial Products 574.713 1.756.04 1.43%
33 Tube Investments of India Consumer Durables 1,000,000 1,730.50 1.41%
34 SRF Textile Products 732,661 1,642.26 1.34%
35 Mcleod Russel India Consumer Non Durables 473.100 1.529.06 1.25%
36 Lakshmi Machine Works Industrial Capital Goods 74,534 1,515.02 1.24%
37 Oriental Bank of Commerce Banks 469,954 1,418.56 1.16%
38 Pidilite Industries Chemicals 687,255 1,416.78 1.16%
39 Tata Communications Telecom - Services 580,686 1.412.81 1.15%
40 SKS Microfinance Finance 1,078,882 1,398.23 1.14%
41 Karur Vysya Bank Banks 334,727 1,376.06 1.12%
42 IPCA Laboratories Pharmaceuticals 275,000 1,331.69 1.09%
43 Zuari Holdings # Finance 365,155 1,220.71 1.00%
44 Gujarat State Petronet Gas 1.478.972 1.193.53 0.97%
45 Pantaloon Retail (India) Retailing 545,126 1,166.57 0.95%
46 Hathway Cable & Datacom Media & Entertainment 504,575 1,142.86 0.93%
47 Trent Retailing 95,614 1,121.50 0.92%
48 NIIT Software 3,141,729 1,006.92 0.82%
49 Hindustan Oil Exploration Co. Qil 850,000 988.55 0.81%
50 Manappuram Finance Finance 2,400,000 954.00 0.78%
S1 Sundaram Finance Finance 109.879 902.88 0.74%
52 Oberoi Realty Construction 303.000 802.65 0.66%
53 L&T Finance Holdings Finance 1,635,041 789.72 0.64%
54 HCL Infosystems Hardware 1,665,320 721.92 0.59%
55 JBF Industries Textiles - Synthetic 475,000 678.06 0.55%
56 Bata India Consumer Durables 64,478 630.14 0.51%
57 Crompton Greaves Industrial Capital Goods 492.395 620.91 0.51%
58 Persistent Systems Software 127.111 543.08 0.44%
59 Zuari Global Fertilisers 364,508 517.42 0.42%
60 Fresenius Kabi Oncology Pharmaceuticals 428,799 388.71 0.32%
61 Punjab National Bank Banks 46,002 386.55 0.32%
62 Britannia Industries Consumer Non Durables 60,715 288.85 0.24%
63 Power Finance Corporation Finance 139,603 263.78 0.22%
64 Bajaj Finserv- Rights # Finance 41,613 363.53 0.30%
65 Bank of Baroda Banks 31,923 254.68 0.21%
66 Bharat Forge - Warrant Industrial Products 65,500 27.35 0.02%
Total 121,424.98 99.13%
DERIVATIVES
67 NIFTY Put Dec 12 Index Option 115,300 38.22 0.03%
68 NIFTY Put Oct 12 Index Option 72,100 3.24 0.00%
Total 41.46 0.03%
CBLO / Reverse Repo Investments 598.61 0.49%
Total 598.61 0.49%
Cash & Cash Equivalent
Net Receivables/Payables 452.24 0.35%
Total 452.24 0.35%
GRAND TOTAL 122,517.29 100.00%

Note: 1. #Pending Listing on Stock Exchange.

Sr. No. Name of Instrument Rating/Industry Quantity Market value R % to Net
Lakhs) Assets
EQUITY & EQUITY RELATED
Listed / awaiting listing on the stock exchanges
1 Reliance Industries Petroleum Products 467,158 3,911.05 9.63%
2 HDFC Bank Banks 542,786 3,414.94 8.41%
3 Zee Entertainment Enterprises Media & Entertainment 1,519,756 2,968.84 7.31%
4 Larsen & Toubro Construction Project 185,866 2,967.91 7.31%
5 Tata Global Beverages Consumer Non Durables 1,434,000 2,048.47 5.04%
6 ING Vysya Bank Banks 485,215 1,974.83 4.86%
7 HCL Technologies Software 334,090 1,929.20 4.75%
8 Grasim Industries Cement 55,213 1,829.90 4.51%
9 Cipla Pharmaceuticals 450,449 1,712.16 4.22%
10 Glenmark Pharmaceuticals Pharmaceuticals 405,463 1,706.80 4.20%
11 Indusind Bank Banks 466,213 1,656.45 4.08%
12 Prestige Estate Project Construction 1,171,593 1,590.44 3.92%
13 Infosys Software 62,352 1,580.59 3.89%
14 Hindustan Unilever Consumer Non Durables 281,599 1,537.11 3.78%
15 Bharat Petroleum Corpn. Petroleum Products 421,718 1,470.53 3.62%
16 Tata Motors - A Class Auto 815,465 1,313.71 3.23%
17 Godrej Industries Chemicals 429,280 1,232.46 3.03%
18 State Bank of India Banks 45,000 1,008.27 2.48%
19 Tata Motors Auto 355,479 951.08 2.34%
20 Arvind Textile Products 1,147,497 916.85 2.26%
21 Power Finance Corporation Finance 408,424 771.72 1.90%
22 Tata Communications Telecom - Services 257,253 625.90 1.54%
23 Bharat Heavy Electricals Industrial Capital Goods 172,470 42591 1.05%
Total 39,545.12 97.36%
DERIVATIVES
24 NIFTY Put Dec 12 Index Option 41,350 13.71 0.03%
25 NIFTY Put Oct 12 Index Option 25,800 1.16 0.00%
Total 14.87 0.03%
I
CBLO / Reverse Repo Investments 319.79 0.79%
Total 319.79 0.79%
Cash & Cash Equivalent
Net Receivables/Payables 737.67 1.82%
Total 737.67 1.82%
GRAND TOTAL 40,617.45 100.00%

DSP BlackRock Tax Saver Fund
Open Ended Equity Linked Savings Scheme

Sr. No.

Name of Instrument

Rating/Industry

Quantity

Market value
Lakhs)

% to Net

Assets

EQUITY & EQUITY RELATED [ I
Listed / awaiting listing on the stock exchanges

1 CICI Bank Banks 386,015 4.087.13 5.39%
2 Reliance Industries Petroleum Products 394,578 330341 4.36%
3 HDFC Bank Banks 455,573 2.866.24 3.78%
4 nfosys Software 101,482 2,572.52 3.39%
5 Tata Consultancy Services Software 164,668 2.133.93 2.81%
6 Kajaria Ceramics Construction 1,017,902 999.67 2.64%
7 Larsen & Toubro Construction Project 108.900 738.92 2.29%
8 ndusInd Bank Banks 486,283 727.76 2.28%
9 TC Consumer Non Durables 621.407 .092.71 2.23%

0 Housing Development Finance Corporation Finance 206,973 02.80 2.11%

1 Dr. Reddy's Laboratories Pharmaceuticals 90,396 487.60 .96%

2 Karur Vysya Bank Banks 358.354 A473.19 94%

3 CRISIL Finance 148.112 422.69 88%

4 State Bank of India Banks 61,359 374.81 81%

S Power Grid Corporation of India Power 1.122.886 353.08 718%

6 Tata Motors - A Class Auto 828,437 334.61 .716%

7 IPCA Laboratories Pharmaceuticals 270.586 310.31 13%

8 Bharat Petroleum Corpn. Petroleum Products 352.165 228.00 .62%

9 Oracle Financial Services Software Software 39.868 199.65 .58%
20 Sterlite Industries ( India ) on - Ferrous Metals 1,057,977 053.22 .39%
21 Sun Pharmaceuticals Industries Pharmaceuticals 146.254 017.27 .34%
22 CMC Software 92,334 017.20 .34%
23 Jyothy Laboratories Consumer Non Durables 614.58 981.80 .29%
24 Grasim Industries Cement 28.465 943.40 24%
25 Bajaj Auto Auto 50,921 93191 23%
26 Gujarat Mineral Development Corporation Minerals/Mining 470,410 929.53 23%
27 Nestle India Consumer Non Durables 20,726 912.35 20%
28 Procter & Gamble Hygiene and Health Care Consumer Non Durables 36,397 898.82 9%
29 Oil India Oil 176.566 868.53 5%
30 United Spirits Consumer Non Durables 71,132 65.04 4%
31 Eicher Motors Auto 37,066 56.67 3%
32 Motherson Sumi Systems Auto Ancillaries 380,343 50.45 2%
33 Coal India Minerals/Mining 229.946 825.39 .09%
34 Max India Industrial Products 347.930 780.41 .03%
35 Tech Mahindra Software 79.937 777.03 .02%
36 Oil & Natural Gas Corpn Oil 268.804 754.94 .00%
37 IVRCL Infrastructures & Projects Construction 1.494.456 694.17 .92%
38 Hathway Cable & Datacom Media & Entertainment 304,257 689.14 0.91%
39 Atul Chemicals 200.473 675.59 0.89%
40 NIIT Technologies Software 226,019 673.54 0.89%
41 Maruti Suzuki India Auto 46,566 628.92 0.83%
42 Lupin Pharmaceuticals 105.290 627.48 0.83%
43 Sobha Developers Construction 170,293 624.55 0.82%
44 Bata India Consumer Durables 63,873 624.23 0.82%
45 Tata Global Beverages Consumer Non Durables 432.870] 618.35 0.82%)
46 Hexaware Technologies Software 502,291 611.79, 0.81%
47 Multi Commodity Exchange of India Finance 46,179 591.90 0.78%
48 Tata Power Co. Power 551,061 589.36) 0.78%)|
49 Tata Coffee Consumer Non Durables 58,500 585.61 0.77%)|
50 Union Bank of India Banks 281,016 584.09, 0.77%
S1 ING Vysya Bank Banks 137.146 558.18] 0.74%
52 Hindalco Industries on - Ferrous Metals 447.579 540.23 0.71%
53 Gateway Distriparks Transportation 369,180 538.82, 0.71%)
54 Zee Entertainment Enterprises Media & Entertainment 274.838 536.90) 0.71%
55 Jaiprakash Associates Construction 647,881 532.88 0.70%|
56 Ambuja Cement Cement 246,812 498.56 0.66%)




DSP BlackRock Mutual Fund
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DSP BLACKROCK

MUTUAL FUND
Half-Yearly Portfolio Statement for the period ended September 30, 2012

DSP BlackRock Tax Saver Fund (Cont'd) DSP BlackRock World Energy Fund

Open Ended Equity Linked Savings Scheme Open Ended Fund of Funds Scheme
- - - =
;7; irrcvsltrllﬁc Estate Project gg?tsi:guls;gzirilcts zg?ggg 2334% 8250//2 Sr. No. Name of Instrument Rating/Industry Quantity Market value % to Net Assets
59 |Shree Cement Cement 11,997 466.76 0.62% ® Lakhs)
60 Apollo Tyres Auto Ancillaries 499.991 463.24 0.61%
61 Axis Bank Banks 40.706 462.42 0.61% Investment in Foreign Securities
62 Dish TV India edia & Entertainment 547.223 451.73 0.60% X ; - "
63 |Bajal Finance Finance 38224 45095 0.59% 1 |BlackRock Global Funds - World Energy Fund (Class I2USD | g0 security 1,068,754 13,055.28 93.66%
64___[CESC Power 135.446 44921 0.59% ;‘I‘afi;) G Tt TNow By Fond @ 305D
65 Hindustan Unilever Consumer Non Durables 81,937 447.25 0.59% ackhoc obal Funds - New Energy Fun ass : : 0
66 Cadila Healthcare Pharmaceuticals 50,495 441.12 0.58% 2 Shares)™ Foreign Security 190,171 640.39 4.39%
67 Mangalore Chemicals & Fertilizers Pesticides 899.117 418.54 0.55% Total 13,695.67 98.25%
68 Pidilite Industries Chemicals 198.642 409.5 0.54%
69 Cipla Pharmaceuticals 105.500 401.0 0.53% - - S
70 Piramal Glass Consumer Durables 411.895 391.7 0.52% CBLO / Reverse Repo Investments 199.87 1‘4304
71 Exide Industries Auto Ancillaries 251,669 385.8 0.51% Total 199.87 143%
72 Manappuram Finance Finance 967.762 384.69 0.51%
73 Power Finance Corporation Finance 190,453 359.86 0.47% Cash & Cash Equivalent
74 HCL Technologies Software 61.2 353.41 0.47% Net Receivables/Payables 43.26 0.32%
75 Bajaj Finserv Finance 40,16 350.85 0.46% Total 3.26 032%
76 Bharti Airtel Telecom - Services 132,165 350.83 0.46% . ]
77 nfrastructure Development Finance Company | Finance 221.520 342.14 0.45% GRAND TOTAL 13,938.80 100.00%
78 Colgate Palmolive (India) Consumer Non Durables 28,162 339.92 0.45% o
79 Tata Steel Ferrous Metals 84,164 337.41 0.44% " Fund domiciled in Luxembourg
0 Mount Everest Mineral Water Consumer Non Durables 303.710 305.99 0.40%
1 Hindustan Petroleum Corporation Petroleum Products 99.330 305.84 0.40% . o
2 Havells India Consumer Durables 38,777 242.16 0.32%
2 [Have Consun 38717 2006 037 DSP BlackRock World Mining Fund
4 Bajaj Electricals Consumer Durables 108,360 214.99 0.28%
5 [Bombay Dyeing & Mfz Co. Textiles - Synthetic 42.950 2172 028% Open Ended Fund of Funds Scheme
6 Zuari Holdings # Finance 60917 203.65 0.27%)| n .
7 Deep Industries Gas 452489 96.83 0.26%) Sr. No. Name of Instrument Rating/Industry Quantity Market value
8 Redington (India) Trading 185,856 45.34 0.19% (X Lakhs)
89 Cairn India Oil 42,714 41.40 0.19%)
90 Cummins India Industrial Products 25.808 30.39 0.17% ]lsriw%mgndSeC\l{,ritfgsM T
91 Century Textiles & Industries Cement 30,000 07.76 0.14% ackRoc obal Funds - Worl ning Fun ass . . o
92 [Jubilant Oreanosys Pharmaceuticals 18.500 02.60 0.14%) U |USD Sharesy Foreign Security 195,788 6,083.29 98.45%
93 Bajaj Finserv- Rights # Finance 4.016] 35.08 0.05% Total 6,083.29 98.45%
94 Gujarat Pipavav Port Transportation 64,441 33.67 0.04%
95 Zuari Global Fertilisers 2.868 4.07 0.01% CBLO / Reverse Repo Investment: 69.95 1.13%
Total 75.203.87] 99.16% Total 69.95 1.13%
DEBT INSTRUMENTS Cash & Cash Equivalent
BOND & NCDs Net Receivables/Payables 25.67 0.42%
Listed / awaiting listing on the stock exchanges ** Total 25.67 0.42%
96 Britannia Industries CRISIL AAA 40.000) 67.44] 0.09% GRAND TOTAL 6,178.91 100.00%
Total 67.44 0.09%
" Fund domiciled in Luxembourg
CBLO / Reverse Repo Investments 369.76 0.49%
Total 369.76 0.49%
Cash & Cash Equivalent DSP BlackRock World Agriculture Fund
Net Receivables/Payables 201.72 0.26%
Total 201.72 0.26% Open Ended Fund of Funds Scheme
GRAND TOTAL 75,842.79 100.00%
Notes : 1 ** Non Traded / Thinly Traded in accordance with SEBI Regulations 2. All corporate ratings are assigned by rating agencies like CRISIL, CARE, ICRA, FITCH Sr. No. Name of Instrument Rating/Industry Quantity Market value % to Net
3 #Pending Listing on Stock Exchange R Lakhs) Assets

Investment in Foreign Securities
BlackRock Global Funds - World Agriculture Fund (Class
12 USD Shares)™

DSP BlackRock Micro Cap Fund - ER R 7

Foreign Security 667,635 4,204.38 97.43%

. . . CBLO / Reverse Repo Investments 19.99 0.46%
Open Ended Diversified Equity Growth Scheme Total 19.99 0.46%
~ . i g i
Sr. No. Name of Instrument Rating/Industry Quantity Market value @ % to Net Assets ggts lll{egéelcva:glli /pl:::gfe"st 91.04 511%
Lakhs) Total 91.04 2.11%
GRAND TOTAL 4,315.41 100.00%
EQUITY & EQUITY RELATED "Fund domiciled in Luxembourg
Listed / awaiting listing on the stock exchanges
1 Indoco Remedies Pharmaceuticals 3,898,555 2,709.50 5.76%
2 Bajaj Finance Finance 219,647 2,591.29 5.51%
3 Karur Vysya Bank Banks 586,384 2,410.62 5.13% o o
4 Kennametal India Industrial Capital Goods 205,674 2,039.36 4.34% DSP BlackRock US FleXIble* EqUIty Flllld
5 Solar Industries India Chemicals 198,847 1,950.89 4.15% Open Ended Fund of Funds Scheme
6 Sadbhav Engineering Construction Project 1,274,419 1,877.86 3.99%
7 Oriental Bank of Commerce Banks 611,957 1,847.19 3.93% Sr. No. Name of Instrument Rating/Industry Quantity Market value
8 NIIT Technologies Software 568,237 1,693.35 3.60% ® Lakhs)
9 Tecpro Systems Industrial Capital Goods 933,175 1,503.81 3.20%
10 APL Apollo Tubes Ferrous Metals 872,502 1,474.53 3.14% Investment in Foreign Securities i
11 City Union Bank Banks 2,735,878 1,437.70 3.06% 1 BlackRock Global Funds - US Flexible Equity Fund (Class Foreign Security 482,417 2.745.63 97.35%
12 Lovable Lingerie Textile Products 426,216 1,399.69 2.98% 12 USD Shares)"* .
13 |Rallis India Pesticides 955,900 1,390.83 2.96% 1Ll Lot Lo
14 Zydus Wellness Consumer Non Durables 331,520 1,370.67 2.92% CBLO / Reverse Repo Investments 19.99 071%
15 Wabco India Auto Ancillaries 79,337 1,282.64 2.73% Total 19.99 0.71%
16 Unichem Laboratories Pharmaceuticals 634,723 1,243.10 2.64%
17 Kalpataru Power Transmission Power 1,289,612 1,130.99 2.41% Cash & Cash Equivalent
18 Kajaria Ceramics Construction 499,437 981.14 2.09% ¥Ct ll{cccwablcs/Payablcs gjgi 1199:;@
19 Piramal Glass Consumer Durables 990,076 941.56 2.00% ota d = 0"
20 |Kewal Kiran Clothing Textile Products 122,305 829.96 1.77% Lol 2.82043 o
21 Zuari Holdings # Finance . 238418 797.03 1.70% ~Fund domiciled in Luxembourg. *The term “Flexible” in the name of the Scheme signifies that the Investment Manager of the Underlying Fund can
22 Sobha Developers Construction 215,824 791.53 1.68% invest either in growth or value investment characteristic securities placing an emphasis as the market outlook warrants.
23 ING Vysya Bank Banks 193,385 787.08 1.67%
24 Titagarh Wagons Industrial Capital Goods 239,581 776.00 1.65%
25 KPIT Cummins Infosystems Software 589,416 729.70 1.55%
26 Infotech Entereprises Software 379,578 726.13 1.54%
- L Software e ne LS DSP BlackRock Natural Resources and New Energy Fund
28 Sabero Organics Gujarat Pesticides 458,703 670.85 1.43% Open Ended Equity Growth Scheme
29 Steel Strips Wheels Auto Ancillaries 297,550 667.55 1.42%
30 JM Financial Finance 4,063,241 633.87 1.35% Sr. No. Name of Instrument Rating/Industry Quantity Market value % to Net
31 Bayer Cropscience Pesticides 52,592 561.37 1.19% Lakhs) Assets
32 Mangalore Chemicals & Fertilizers Pesticides 1,200,000 558.60 1.19% EOUITY & EOUITY RELATED | | | |
33 |Supreme Industries Industrial Products 193,481 547.45 1.16% S AU L D
34 PTC India Financial Services Finance 3,528,754 545.19 1.16% 1 cliance Industries Petroleum Products 116,397 974.48 9.67%
35 Gateway Distriparks Transportation 318,833 465.34 0.99% 2 Gujarat Mineral Development Corporation Minerals/Mining 423.366 836.57 8.31%
36 |Strides Arcolab Pharmaceuticals 51,684 45727 0.97% 3 |Cairn India Oil 195.299 646.54 642V
— S 4 Hindustan Zinc Non - Ferrous Metals 375.570 510.78 5.07%
37 [Excel Crop Care Pesticides _ 330,432 455.83 0.97% 5 |Castrol India Petroleum Products 50.776 46929 4.66%
38 Natco Pharma Pharmaceuticals 120,090 440.37 0.94% 6 |Oil & Natural Gas Corpn 0il 55.202 435.88 4.33%
39 Whirlpool of India Consumer Durables 167,056 434.68 0.92% 7 SRF Textile Products 82,748 409.63 4.07%
40 |Binani Industries Finance 312,889 419.90 0.89% g 811 nIdléi_ Oil T lgé gg(l) ‘jgi -3(5) ;352;0
- — oal India inerals/Mining 394. .
41 Caregr Point Infosystems Soft_w-are 270,147 408 87 0'87?) 0 [Sterlite Industries ( India ) on - Ferrous Metals 386.716 384.98 3.82%2
42 Zuari Global Fertilisers 234,556 332.95 0.71% 1 [Hindalco Industries on - Ferrous Metals 296,546 357.93 3.55%
43 Fresenius Kabi Oncology Pharmaceuticals 324,930 294.55 0.63% 2 |GAIL (India) Gas 84.259 322.50 3.20%
44 Raymond Textile Products 67,000 263.48 0.56% i ELD Pall')rv Inldia - gons?mer yorzj Durables lég 31; gé é . g g-gggo
) arat Petroleum Corpn. etroleum Products A4 .00%
45 |KSK Encrgy Ventures Power_ 316,337 198.19 0.42% 5 [Coromandel International Fertilisers 95303 274.47 2.72%
46 Nilkamal Industrial Products 92,132 196.70 0.42% 6 [Phillips Carbon Black Chemicals 376.180 5692 5.67%
Total 45,972.13 97.79% 7 __[Petronet LNG Gas 69.156 267.1 2.65%
8 [Rallis India Pesticides 53,861 223.87 2.22%
9 |Tata Steel Ferrous Metals 55,194 221.27 2.20%
20 Indian Oil Corporation Petroleum Products 75,244 88.49 .87%
CBLO / Reverse Repo Investments 1,109.27 2.36% 21_|Gujarat State Fertilizers & Chemicals Fertilisers 188.11 5030 A49%
Total 1,109.27 2.36% 22 |Zuari Holdings # Finance 40,539 35.52 35%
23 angalore Refinery and Petrochemicals Petroleum Products 185,216 12.98 12%
Cash & Cash Equivalent 24 |Mcleod Russel India Consumer Non Durables 28.826 93.17 92%
457 =quiv 25__|Gujarat State Petronet Gas 115,300 93.05 0.92%
Net Receivables/Payables (65.02) (0.15%) 26 |Tata Chemicals Chemicals 25,652 82.30 0.82%
Total (65.02) (0.15%) 27 _|Adhunik Metaliks Ferrous Metals 267,156 79.21 0.79%
o 28 |Selan Exploration Technology Oil 22,254 74.82 0.74%
GRAND TOTAL 47,016.38 o005 29 NMDC Minerals/Mining 37,292 72.31 0.72%
Notes : 1 #Pending Listing on Stock Exchange 30 ndraprastha Gas Gas 26,644 70.54 0.70%
31 |Shiv-Vani Oil & Gas Exploration Services Oil 48,891 64.51 0.64%
32 |Deep Industries Gas 140,210 60.99 0.61%
33 |Zuari Global Fertilisers 38.589 54.78 0.54%
34 |Gujarat Fluorochemicals Chemicals 13.308 51.24 0.51%
Total 9,397.75 93.29%
DSP BlackRock World Gold Fund
DERIVATIVES
35 |NIFTY Put Dec 12 Index Option 13.050 4.33 0.04%
Open Ended Fund of Funds Scheme Total it i
Sr. No. Name of Instrument Rating/Industry Quantity Market value % to Net Tnvestment in Foreign Securifies l
R Lakhs) Assets BlackRock Global Funds - World Energy Fund (Class . . o
36 12 USD Shares)™ Foreign Security 26,709 326.26 3.24%
Investment in Foreign Securities Total 326.26 3.24%
1 BlackR(A)/c\k Global Funds - World Gold Fund (Class 12 USD Foreign Security 2,631,744 80.938.32 99.16% DEBTINSTRUMENTS
iharTS) 8093832 99.16% BOMD & NCDs
otal —_ = Listed / awaiting listing on the stock exchanges **
37 |Coromandel International CRISIL AA+ 95.303 14.27 0.14%
CBLO / Reverse Repo Investments 659.57 0.81% Total 14.27 0.14%
Total 659.57 0.81%
CBLO / Reverse Repo Investments 239.84 2.38%
0,
Cash & Cash Equivalent Total I 22
Net Receivables/Payables 29.14 0.03% Cash & Cash Equivalent
Total 29.14 0.03% Net Receivables/Payables 90.08 0.91%
GRAND TOTAL 81,627.03 100.00% Total 90.08 0.91%
GRAND TOTAL 10,072.53 100.00%

"Fund domiciled in Luxembourg . . .
Notes : 1 “"Fund domiciled in Luxembourg, 2. ** Non Traded / Thinly Traded in accordance with SEBI Regulations, 3. All corporate ratings are assigned by rating
agencies like CRISIL, CARE, ICRA, FITCH, 4. #Pending Listing on Stock Exchange
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Half-Yearly Portfolio Statement for the period ended September 30, 2012

DSP BLACKROCK

MUTUAL FUND

DSP BlackRock MIP Fund* DSP BlackRock Balanced Fund (Cont'd)
Open Ended Income Scheme Open Ended Balanced Scheme
hE Rating/Indu 2 Nlar(l;e{;;::g % to Net Assets DEBT INSTRUMENTS T T T
Listed / awaiting listing on the stock exchanges **
EQUITY & EQUITY RELATED BOND & NCDs
Listed / awaiting listing on the stock exchanges 75 Tata Capital _ CARE AA+ 200 2.005.66 3.08%
1 Bombay Dyeing & Mfg Co. Textiles - Synthetic 125,427 618.29 85% 76 Reliance Ports And Terminals CRISIL AAA 50 .580.14 2.43%
2 Bharat Petroleum Corpn. Petroleum Products 161,604 563.51 .68% 77 |LIC Housing Finance CRISIL AAA 00 007.20 1.55%
3 Gujarat Pipavav Port Transportation 1,057,224 552.40 .65% 78 Kotak Mahindra Prime ICRAAA+ 00 000.25 1.54%
4 Arvind Textile Products 681.441 544.47 .63% Total 5.593.25 8.60%
5 Reliance Industries Petroleum Products 58.810 492.36 A7%
6 Tata Chemicals Chemical 131.388 421.56 26% MONEY MARKET INSTRUMENTS
7 Glenmark Pharmaceuticals Pharmaceuticals 93.263 392.59 17% Certificate of Deposit**
8 Prestige Estate Project Construction 280,917 381.34 14% 79 State Bank of Bikaner & Jaipur CARE A1+ 3.000 2.799.59 4.30%
9 jodrej Industries Chemicals 00,947 289.82 .87% Total 2,799.59 4.30%
0 Tata Motors - A Class Auto 64.504 265.02 0.79%
1 Tata Communications Telecom - Services 07.356 261.20 0.78% CBLO / Reverse Repo Investments 562.63 0.86%
2 Atu Chemicals 77.245 260.32 0.78% Total 562.63 0.86%
3 Dr. Reddy's Laboratories Pharmaceuticals 14,201 233.70 0.70% §
4 Grasim Industries Cement 6,443 213.54 0.64% Cash & Cash Equivalent
5 SKS Microfinance Finance 159.301 206.45 0.62% I%Iett lliecelvables/l’avables 3;: gg 11;*22;?
6 Manappuram Finance Finance 503,733 200.23 0.60% ota - L 2w
7 HCL Infosystems Hardware 378221 63.96 0.49% GRAND TOTAL 65.072.61 100.00%
8 Bayer Cropscience Pesticides i 14.060 50.08 0.45% Notes: 1. All corporate ratings are assigned by rating agencies like CRISIL, CARE, ICRA, FITCH. 2. ** Thinly traded/ non traded securities and illiquid securities as
9 )ﬁzer P larmaceut}cals 10,719 34.20 O'f 0% defined in SEBI Regulations and guidelines 3. ~ Less than 0.00% 4. #Pending Listing on Stock Exchange.
20 Cipla Pharmaceuticals 30.161 14.64 0.34%
21 HCL Technologies Software 19,359 111.79 0.33%
22 Pantaloon Retail (India) Retailing 34.799 74.47 0.22%
Total 6,645.94 19.86%
DERIVATIVES . ° 3¢
23 FTY Put Dec 12 Tndex Option 12,550 416 0.01% DSP BlackRock qullldlty Fund
- B 0,
24 l“ofalY Put Oct 12 Index Option 17.850 ggg (?1?10"//: Open Ended Income Scheme
CENTRAL GOVERNMENT SECURITIES Name of Instrument Rating/Industry Quantity Market value @ % to Net Assets
25 08.15% CGL 2022 SOV 4,500,000 4.499.32 13.45% Lakhs)
26 08.33% CGL 2026 SOV 4,000,000 4,027.20 12.03%
27 08.19% CGL 2020 SOV 1,000,000 996.50 2.98%
MONEY MARKET INSTRUMENT
Total 9.523.02 28.46% AOSEY ML Deposit**s UMENTS
DEBT INSTRUMENTS 1__|ING Vysya Bank CRISIL A+ 12,500 12,350.89 5.43%
Listed / awaiting listing on the stock exchanges ** 2 [State Bank of Travancore CRISIL AL+ 10,000 9,963.86 4.38%
BOND & NCDs 3 [State Bank of Travancore CRISIL A1+ 10,000 9.,915.62 4.36%
28 Mahindra & Mahindra Financial Services | CRISIL AA+ 210 2.107.26 6.30% 4 |Canara Bank CRISIL A1+ 10,000 9.886.29 4.35%
29 Sundaram BNP Home Finance CARE AA+ 200 2,023.76 6.05% 5 |Canara Bank CRISIL A1+ 10.000 9.880.26 4.35%
30 Reliance Ports And Terminals CRISIL AAA 00 1,053.43 3.15% 6 |Canara Bank CRISILA1+ 10.000 0.863.64 4.34%
31 LIC Housing Finance CRISIL AAA 00 1.011.31 3.02% : T 0
32 [Koik Mahinda Primg ICRAAA- 0 99798 2980 T Sute Bank or Pl CAREALT £500 51799 SNEA
— Sﬁ‘fg%ﬁ%—e e s CRISIL AAA 30 20670 L51% 9 |Punjab National Bank CAREALT 5.000 4.933.60 2.17%
34 Corporation CRISIL AAA 50 505.23 1.51% 10 __|State Bank of Patiala CAREAI+ 2,500 2,472.30 1.09%
0,
35 [Sundaram Finance FITCH AAT(nd) 3 11612 035% T Bank e = e aoss
el CAREAAL 10 e oS 13 [Oriental Bank of Commerce CRISIL AT 1,500 1.474.14 0.65%
14 |Vijaya Bank CARE A1+ 1,500 1,474.14 0.65%
MONEY MARKET INSTRUMENTS Total 87,561.50 38.53%
Certificate of Deposit**
37 State Bank of Bikaner & Jaipur CAREAI+ 2,950 2,752.93 8.23% Commercial Paper**
38 HDFC Bank FITCH Al+(ind) 2,000 1.875.57 5.60% 15 [Indian Oil Corporation CRISIL A1+ 3,000 14,778.15 6.50%
39 State Bank of Patiala CRAAL+ .000 977.30 2.92% 16 [Piramal Enterprises ICRAAT+ 2,900 14,378.68 6.33%
40 Canara Bank CRISIL AL+ .000 961.29 2.87% 17_|ICICI Securities CRISILAL+ 2,500 12,322.95 5.42%
Total 6.567.09 19.62% 18_|Indian Oil Corporation ICRAAIT 2,000 9.926.18 137%
o 19 |Hindustan Petroleum Corporation CRISIL A1+ 2,000 9,884.74 4.35%
%ﬁ:;]o R R IR RTINS ggg;g }gg.,;: 20 |Housing Development Finance Corporation ICRAAL+ 2,000 9,861.56 4.34%
- - 21 |Indian Oil Corporation ICRA A1+ 2,000 9,840.53 4.33%
Cash & Cash Equivalent 22 Hinldustaln Petroleum Corporation CRISIL A1+ 1,500 7,396.17 3.25%
Net Receivables/Payables ,940. 5.80% 23 _|Indian Oil Corporation CRISIL A1+ 1,500 7,387.52 3.25%
Total ,940. 5.80% 24 [Piramal Enterprises ICRA AL+ 1,000 4,981.13 2.19%
GRAND TOTAL 33,462.94 100.00% 25 [Indian Oil Corporation ICRA A1+ 1,000 4,975.96 2.19%
26 _|Indian Qil Corporation ICRA A1+ 1,000 4,973.36 2.19%
Notes: 1. All corporate ratings are assigned by rating agencies like CRISIL, CARE, ICRA, FITCH 2. ** Non Traded / Thinly Traded in accordance with SEBI 27 |Nomura Capital India FITCH A l+(ind) 1,000 4,955.58 2.18%
Regulations/Guidelines. *Monthly income is not assured and is subject to availability of distributable surplus. 28 |Godrej Agrovet ICRA AL+ 1,000 4,929.50 2.17%
29 |SBI Cards & Payment Services CRISIL A1+ 1,000 4,926.39 2.17%
30 |IL&FS Financial Services ICRAAL+ 1,000 4,924.35 2.17%
31 _|Indian Oil Corporation CRISIL A1+ 500 2,469.64 1.09%
Total 132,912.39 58.49%
DSP BlackRock Balanced Fund
CBLO / Reverse Repo Investments 34,345.38 15.11%
Open Ended Balanced Scheme Total 34,345.38 15.11%
Sr. No. Name of Instrument Rating/Industry Quantity Market value % to Net Cash & Cash Equivalent
 Lakhs) Assets Net Receivables/Payables (27,534.38) -12.13%
Total (27,534.38) -12.13%
EQUITY & EQUITY RELATED | | | GRAND TOTAL 227,284.89 100.00%
T {‘ellsi;en(ié zlllmau_g_glstzgesllstm on the stock exc"—g'i)l::tresleum Products 351118 593956 1520, Notes: 1 All CQIpqrate ratings are assigned by rating agencies like CRISIL, CARE, ICRA, FITCH. 2. ** Non Traded / Thinly Traded in accordance with SEBI

2 HDFC Bank Banks 423848 2,666.64 4.10% Regulations/Guidelines.

3 Larsen & Toubro Construction Project 144,218 2.302.87 3.54%

4 Bharat Petroleum Corpn. Petroleum Products 586.622 2.045.55 3.14%

5 nfosys Software 75.050 902.48 2.92%

6 ndusInd Bank Banks 351,140 247.60 .92% oo

7___[HCL Technologics Software 215,705 245.59 91% DSP BlackRock Income Opportunltles Fund

8 Godrej Industries Chemicals 432.799 242.57 91%

9 Kotak Mahindra Bank Banks 190,259 234.31 .90%

0 Zee Entertainment Enterprises Media & Entertainment 613,503 98.48 .84% Open Ended Income Scheme

- A )
; %ﬁ: I\G/Il(())f; B?Vecrl:gS:s é(l)lra(;umer Non Durables ;gg é?g gg 22,,2 Sr. No. Name of Instrument Rating/Industry Quantity Market value @ % to Net Assets
3 Hindustan Unilever Consumer Non Durables 183.495 001. 54% Lakhs)
4 Grasim Industries Cement 29.267 969.9 49%
5 Eicher Motors Auto 39.681 917.11 A1% CENTRAL GOVERNMENT SECURITIES
6 Maruti Suzuki India Auto 67,782 915.46 A1% 1 08.15% CGL 2022 SOV 4,500,000 4,499.32 11.31%
7 Lupin Pharmaceuticals 140,830 839.28 29% 2 08.33% CGL 2026 SOV 2,500,000 2,517.00 6.32%
8 NG Vysya Bank Banks 199.317 811.22 :25% 3 08.19% CGL 2020 SOV 500,000 498.25 1.25%
9 Arvind _ Textile Products 966.630 772.34 .19% 4 08.28% CGL 2127 SOV 500.000 496.30 1.25%

20 EID Parry India Consumer Non Durables 335.689 764.70 18% Total 8,010.87 20.13%

21 Gujarat Mineral Development Corporation |Minerals/Mining 386,298 763.32 17%

22 Tata Chemicals Chemicals 237.597 762.33 17%

23 Glenmark Pharmaceuticals Pharmaceuticals 178.288 750.50 15% ggg};lg ?\}g}}iMENTS

= - =

35 [Godre; Propertes Consirosion 11773 59°% 0 Listed ] awaifing Tifing on the stock exchanges *

%6 Tata Motors Auto 259.415 694:06 :07% 5 Fullerton India Credit Company ICRA AA+ 250 2,505.05 6.29%

27 Bombay Dyeing & Mfg Co. Textiles - Synthetic 37,384 677.23 .04% 6 LIC HOL{SHMnce _ CARE AAA 200 2,024.92 5.09%

28 nfo Edge (India) Software 91.980 670.01 03% 7 Power Finance Corporation CRISIL AAA 200 2,023.83 5.09%

20 oltas Construction Project 521,017 651.01 00% 8 Power Finance Corporation CRISIL AAA 100 1,003.21 2.52%

30 Gujarat Pipavav Port Transportation 1,243,557 649.76 .00% 9 Housing Development Finance Corporation CRISIL AAA 50 587.37 1.48%

31 CMC Software 56,963 627.53 .96% 10 Rural Electrification Corporation CRISIL AAA 50 508.35 1.28%

32 Bayer Cropscience Pesticides 58.604 625.54 0.96% 11 [National Housing Bank CRISIL AAA 50 505.67 1.27%

33 Bajaj Finserv Finance 70,574 616.53 0.95% 12 [Housing Development Finance Corporation CRISIL AAA 50 505.23 1.27%

34 Max India ndustrial Products 258.113 578.95 0.89% 13 |Exim Bank CRISIL AAA 50 501.46 1.26%

35 Karur Vysya Bank Banks 132,827 546.05 0.84% : S i T 0

36| Sadbhav Engincering Construction Project 332.055 490.61 0.75% i Tunspon e Compun L 60 e sl

37 Cadila Healthcare Pharmaceuticals 55,441 484.33 0.74% — -

38 Dish TV India edia & Entertainment 566 ;l4 467.82 0.7224 Unlisted =

9 KS Microfinance Finance 355,339 460.52 0.71% -

0 S;urimince Tndia ndustrial Products 90,245 455.96 0.70% 15 |Murugappa Holdings Ltd CRISIL AA 200 1,999.50 3.02%

41 Hathway Cable & Datacom Media & Entertainment 200,245 453.55 0.70% Total 1,999.50 5.02%

42 Pantaloon Retail (India) Retailing 211,529 452.67 0.70%

43 Bank of Baroda Banks 54,410 434.08 0.67% MONEY MARKET INSTRUMENTS

44 Bata India Consumer Durables 40,402 394.85 0.61% Certificate of Deposit**

45 Bharat Forge ndustrial Products 124,921 381.70 0.59% 16 |ICICI Bank CARE A1+ 2,500 2.,405.95 6.05%

46 State Bank of India Banks 16,668 373.46 0.57% 17 __|HDFC Bank CARE A1+ 2,500 2,354.44 5.92%

47 Trent _ ctailing 30,534 358.15 0.55% 18 [State Bank of Bikaner & Jaipur CARE A1+ 1,500 1,470.49 3.69%

48 IPCA Laboratories Pharmaceuticals 73.842 357.58 0.55% 19 |Axis Bank CRISILA1+ 1.550 1.442.72 3.63%

49 Zuari Holdings # Finance 106,702 356.70 055% 20 |[State Bank of Patiala ICRA AT+ 1,000 939.41 236%

50 SRF Textile Products 154,838 347.07 0.53% 51 |Andbra Bank CAREALT ’700 671.30 1.69%

S1 akshmi Machine Works ndustrial Capital Goods 16,799 341.46 0.52% 37 [Viava Bank CAREALT 300 495'27 1‘24%

52 CICI Bank Banks 31,562 334.18 0.51% 55 ICIICleCk TCRAATT 00 TIRE] RE7

53 ower Finance Corporation Finance 163.243 308.45 0.47% an - —

54 GlaxoSmithKline Consumer Healthcare Consumer Non Durables 10,272 308.32 0.47% 24 |Corporation Bank CRISIL AL+ 200 19261 0‘4804

55 Ranbaxy Laboratories Pharmaceuticals 56,518 299.40 0.46% Total 10,438.72 26.23%

56 KPIT Cummins Infosystems Software 236,310 292.55 0.45%

57 Tata Communications Telecom - Services 119,920 291.77 0.45% Commercial Paper**

58 Punjab National Bank Banks 34,292 288.16 0.44% 25 Tata Capital Financial Services ICRA AL+ 40 193.42 0.49%

59 Wipro Software 62,649 238.72 0.37% 26 |ICICI Home Finance ICRA A1+ 40 192.38 0.48%

60 Oriental Bank of Commerce Banks 79,060 238.64 0.37% 27 ICICI Home Finance ICRA A1+ 40 192.20 0.48%

61 NIT _ Software 666,313 213.55 0.33% 28 [Fullerton India Credit Company ICRAAI+ 40 191.38 0.48%

62 |Gruh Finance i Finance i 88,840 84.08 0.28% 29 |IM Financial Products CRISILAL+ 40 191.35 0.48%

63 Bharat Heavy Electricals ndustrial Capital Goods 71,848 77.43 0.27% 30 Fullerton India Credit Company ICRA AL+ 20 191.33 0.48%

64 fTata Power Co. Power 163,043 74.37 0.27% 31__[IM Financial Products CRISILAT+ 40 191.30 0.48%

65 Zuari Global Fertilisers 103.870 47.44 0.23% Total 1343.36 337%

66 Crompton Greaves ndustrial Capital Goods 82,714 04.30 0.16% — -

67 Bajaj Finserv- Rights # Finance 7,249 63.33 0.10%

68 BhIaTrat Forge - Warrant ndustrial Products 39.500 16.49 0.03% CBLO / Reverse Repo Investments 6.874.48 17'27‘:%’
Total 47.644.48 73.23% Total 6.874.48 17.27%
Unlisted Cash & Cash Equivalent

69 SIP Technologies & Export **~ Software 52,521 - 0.00% Net Receivables/Payables 483.50 1.22%
Total - 0.00% Total 483.50 1.22%

GRAND TOTAL 39,798.12 100.00%
DERIVATIVES

70 NIFTY Put Dec 12 Index Option 46,650 15.46 0.02% Notes: 1. All corporate ratings are assigned by rating agencies like CRISIL, CARE, ICRA, FITCH. 2. ** Non Traded / Thinly Traded in accordance with SEBI

71 NIETY Put Oct 12 Index Option 29.150 1.31 0.00% Regulations/Guidelines
Total 16.77 0.02%

CENTRAL GOVERNMENT SECURITIES

72 08.33% CGL 2026 SOV 3,500,000 3.523.80 5.42%

73 08.15% CGL 2022 SOV 3,500,000 3.499.48 5.38%

74 08.19% CGL 2020 SOV 500.000 498.25 0.77%

Total 7,521.53 11.57%
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DSP BlackRock Mutual Fund

MAFATLAL CENTRE, 10TH FLOOR, NARIMAN POINT, MUMBALI - 400021.

Half-Yearly Portfolio Statement for the period ended September 30, 2012

P BLACKROCK

MUTUAL FUND

DSP BlackRock Money Manager Fund DSP BlackRock Short Term Fund (Cont'd)

Open Ended Income Scheme Open Ended Income Scheme
Sr. No. Name of Instrument Rating/Industry Quantity Market value @ % to Net Assets 6 National Housing Bank CRISIL AAA 180 801.63 .82%
Lakhs) 7 Housing Development Finance Corporation CRISIL AAA 180 799.22 .82%
8 Shriram Transport Finance Company CRISIL AA 150,000 530.84 .54%
DEBT INSTRUMENTS 9 Tata Capital CARE AA+ 50 504.25 .52%
BOND & NCDs 20 Fullerton India Credit Company ICRA AA+ 50 501.77 52%
Listed / awaiting listing on the stock exchanges ** 21 Housing Development Finance Corporation CRISIL AAA 50 500.61 S1%
1 LIC Housing Finance CRISIL AAA 780 7.800.51 4.13% 22 Sundaram BNP Home Finance CARE AA+ 63 457.05 A47%
2 National Housing Bank FITCH AAA(ind) 500 5.000.12 2.65% 23 ahindra & Mahindra Financial Services CRISIL AA+ 30 304.49 32%
3 Cairn India CARE AAA 500 4.997.73 2.65% 24 HDB Financial Services CARE AAA 220 101.88 A1%
4 LIC Housing Finance CRISIL AAA 500 4.990.66 2.64% 25 Power Finance Corporation CRISIL AAA 00 012.62 .02%
5 Housing Development Finance Corporation CRISIL AAA 250 2.501.28 33% 26 ural Electrification Corporation ICRAAAA 00 011.94 .02%
6 _INABARD CARE AAA 750 5.499.68 32% 27 __[NABARD CRISIL AAA 00 010.96 02%
7 HDB Financial Services CARE AAA 18 00.37 05% 28 ahindra & Mahindra Financial Services CRISIL AA+ 63 561.86 .57%
8 |GE Capital Services India CRISIL AAA 5 52.82 0.03% 29 Tata Capital CARE AA+ 63 561.42 0.57%
9 ahindra & Mahindra Financial Services CRISIL AA+ S 44.65 0.02% 30 Rural Electrification Corporation CRISIL AAA 50 506.5 0.51%
0 [|Housing Development Finance Corporation CRISIL AAA 1 10.04 0.01% 31 Power Grid Corporation of India CRISIL AAA 40 499.44 0.50%
1 HDB Financial Services CARE AAA 2 10.01 0.01% 32 Dr. Reddy's Laboratories ICRA AA+ 7,517,340 372.35 0.38%
2 |Kotak Mahindra Prime CRISIL AA+ 1 9.29 0.00% 33 [Sundaram Finance ICRA AA+ 17 149.92 0.15%
Total 28,007.16 14.84% 34 Shriram Transport Finance Company CARE AA+ 13 115.75 0.12%
35 ahindra & Mahindra Financial Services CRISIL AA+ 3 26.79 0.03%
Unlisted ** Total 59,636.50 60.17%
13 |Gruh Finance ICRAAA+ 7 70.82 0.04%
Total 70.82 0.04% Unlisted **
36 Tata Sons CRISIL AAA 250 2.523.95 2.55%
MONEY MARKET INSTRUMENTS 37 Tata Sons CRISIL AAA 150 1,514.85 1.53%
Certificate of Deposit** Total 4.038.80 4.08%
4 [State Bank of Patiala ICRA AL+ 17,500 17,205.93 9.12%
5 [ICICI Bank CAREAI+ 10,000 9.823.15 521% Securitised Debt Instruments**
6 DBI Bank CRISIL A1+ 5.000 4.932.89 2.61% 38 Rovyal Trust PTC Series A2 - May2004 - (Citibank N.A.) CRISIL AAA(SO) 24 396.16 0.40%
7 |State Bank of Patiala ICRAAI+ 5,000 4,906.02 2.60% Total 396.16 0.40%
8 |Punjab National Bank CARE A1+ 5,000 4,854.82 2.57%
9 [Andhra Bank CAREAIL+ 5,000 4.835.10 2.56% MONEY MARKET INSTRUMENTS
20__|Punjab National Bank ICRAAI+ 5,000 4.805.16 2.55% Certificate of Deposit**
21 |State Bank of Hyderabad ICRAATT 3,500 3287.94 4% 39 [State Bank of Patiala ICRA AT+ 5.000 4.617.04 4.66%
22 |Syndicate Bank CRISIL AT+ 3.025 2.968.27 57% 40 [Andhra Bank CARE AL+ 2,500 2,432.67 2.45%
23 |Oriental Bank of Commerce CRISILAI+ 2,500 2,462.35 30% 41 |ICICI Bank_ CARE AL+ 2.500 2.405.95 2.43%
24 |State Bank of Hyderabad ICRAATH 2.500 2.457.99 30% 42 |Bank of India CRISIL AL+ 2.500 2.401.40 2.42%
25 | State Bank of Hyderabad ICRAATT 2,500 2.457.25 30% 43 [Andhra Bank CARE AL+ 2,500 2,347.22 2.37%
26 |State Bank of Patiala CRISILAT+ 2,500 2.456.71 30% 44 |Vijaya Bank CARE AL+ 2.250 2,183.12 2.20%
27 | State Bank of Bikaner & Jaipur CRISILAT+ 2,500 2.449.78 30% 45 |Canara Bank CRISIL AL+ 500 441.94 A45%
28 |1DBI Ban CRISIL A1+ 2.500 2.449.04 30% 46 HDEC Bank CARE A1+ 500 412.66 43%
20 State Bank of Mysore ICRA A1+ 2.500 244835 30% 47 State Bank of Hyderabad ICRAAI+ 500 409.12 42%
30 |Bank of Baroda CRISILAT+ 2,500 2.416.36 .28% 48 |Syndicate Bank CARE A1+ 000 978.65 :99%
31 | Canara Bank CRISIL AT+ 2,500 2.415.43 28% 49  [ICICI Ban CARE AL+ 000 938.63 0.95%
32 |Canara Bank CRISILAL+ 2,500 2.406.16 28% 50 [ICICI Bank CAREAL+ 500 490.87 0.50%
33 [ICICI Bank CAREATF 2,500 2.405.95 .28% 51 |Axis Bank CRISIL AL+ 500 490.13 0.49%
34 ‘Axis Bank CRISIL A1+ 2.500 2.404.70 27% 52 ING Vysya Bank CRISIL A1+ 500 466.42 0.47%
35 |Canara Bank CRISILATF 2,500 2.404.33 27% 3 [Axis Bank CRISIL AT+ 500 465.39 0.47%
36 Axis Bank CRISILAIL+ 2200 2.119.50 12% 54 Syndicate Bank CRISIL A1+ 400 392.50 0.40%
37 [State Bank of Mysore CRISIL AL+ 500 482.95 79% 55 State Bank of Patiala ICRAAT+ 350 342.05 0.35%
38 |Punjab National Bank CARE AL+ 500 477.27 0.78% 56 |Andhra Bank CAREAL+ 325 313.61 0.32%
39 |Andhra Bank CARE Al+ 400 342.77 0.71% 57 Canara Bank CRISIL A1+ 300 289.26 0.29%
40| Punjab National Bank CAREAIT ,000 982.26 0.52% Total 25.818.63 26.06%
41 _|State Bank of Bikaner & Jaipur CAREAI+ 000 980.33 0.52% .
47 |Kotak Mahindra Bank CRISILAT+ 350 32547 0.17% Commercial Paper®*
43 Syndicate Bank CRISILA 1+ 00 97.39 0.05% 58 Power Finance Corporation CRISIL A1+ 1,000 4,618.30 4.66%
44| Allahabad Bank ICRAAT+ 00 96.35 0.05% Total 4.618.30 4.66%
45 Corporation Bank CRISIL A1+ 00 96.31 0.05%
46 Central Bank of India CARE Al+ 60 58.07 0.03% CBLO / Reverse Repo Investments 2,003.68 2.02%
47 |Kotak Mahindra Bank CRISILAT+ 50 49.30 0.03% Total 2,003.68 2.02%
48 DBI Bank CRISIL A1+ 50 48.37 0.03% _
49 |Vijaya Bank CAREALF 10 9.91 0.01% Cash & Cash Equivalent
50 |State Bank of Patiala ICRAALT 10 9.77 0.01% Net Receivables/Payables 2.605.99 2017
Total 98,429.70 52.16% Total 2.605.99 2.61%
GRAND TOTAL 99,118.06 100.00%
Commercial Paper** Notes: 1. All corporate ratings are assigned by rating agencies like CRISIL, CARE, ICRA, FITCH. 2. ** Non Traded / Thinly Traded in accordance with SEBI
51 Steel Authority of India CARE A1+ 3.000 14,725.89 7.80% Regulations/Guidelines
52 Hindustan Petroleum Corporation CRISIL A1+ 2.000 9,831.10 5.21%
53 [Power Finance Corporation CRISIL A1+ 2.000 9.538.99 5.06%
54 |JM Financial Products CRISIL A1+ 500 7,332.07 3.89%
55 Housing Development Finance Corporation CRISIL A1+ 500 7,098.26 3.76%
56 |Steel Authority of India CARE AL+ 400 6.868.90 3.64% o0
57 TIndian Oil Corporation ICRA AL+ 000 4.963.09 2.63% DSP BlackRock Government Securities Fund
58 Rural Electrification Corporation CARE Al+ 000 4,858.30 2.57%
59 [Power Finance Corporation CRISIL A1+ 000 4.618.30 2.45% Open Ended Income Scheme
60 | Apollo Tyres CRISIL A1+ 500 2.455.04 .30%
q H < 3 0,
67 Kol Malindra T ssiments CRAAL: 0 53400 i S No. Name of Instrument Rating/ Quantity  Market value @ % fo Net Assets
63 | Sundaram BNP Home Finance CRAAT+ 40 184.68 .10% Industry Lakhs)
Total 76,345.10 40.46%
CENTRAL GOVERNMENT SECURITIES
Treasury Bill 1 08.19% CGL 2020 N 6,000,000 5.979.00 27.75%
64 [91 DAY T-BILL 2012 SOV 300.000 295.17 0.16% 2 08.33% CGL 2026 SOV 5,400.000 5.436.72 25.24%
Total 295.17 0.16% 3 08.97% CGL 2030 SOV 5.000.000 5.250.00 24.37%
4 08.15% CGL 2022 SOV 2,500,000 2.499.62 11.60%
CBLO / Reverse Repo Investments 589.61 0.31% b} 08.83% CGL 2041 SOV 500,000 518.70 2.41%
Total 589.61 0.31% Total 19.684.04 91.37%
Cash & Cash Equivalent CBLO / Reverse Repo Investments 1.402.08 6.51%
Net Receivables/Payables (15.035.64) (7.97%) Total | | 1.402.08 6.51%
Total (15,035.64) (7.97%) | |
GRAND TOTAL 188.701.92 100.00% Cash & Cash Equivalent
Net Receivables/Payables 456.55 2.12%
Notes: 1. All corporate ratings are assigned by rating agencies like CRISIL, CARE, ICRA, FITCHI. 2.¥* Non Traded / Thinly Traded in accordance with SEBI Total 456.55 2.12%
Regulations/Guidelines 3. No investment in derivative instruments/foreign securities at the end of the half year. GRAND TOTAL 21.542.67 100.00%

Notes: 1. All corporate ratings are assigned by rating agencies like CRISIL, CARE, ICRA, FITCH. 2. ** Non Traded / Thinly Traded in accordance with SEBI
Regulations/Guidelines

DSP BlackRock Bond Fund DSP BlackRock Treasury Bill Fund

Open Ended Income Scheme Open Ended Income Scheme

Sr. No. Name of Instrument Rating/Industry Quantity Market value @ % to Net Assets Rating/ Market value (Z
Lakhs) Sr. No. Name of Instrument ng Quantity arket value ( % to Net Assets
Industry ° Lakhs)
CENTRAL GOVERNMENT SECURITIES Treasury Bill
0, 0,
LA (ULt 20 Loy Lol L. 91 DAY T-BILL 2012 o 200,000 196.78 7734%
Toltal 2,135:88 34“92% Total 196.78 77.34%
CBLO / Reverse Repo Investments 51.97 20.43%
]lgggll; I&N ?V%RDEMENTS Total 51.97 20.43%
Listed / awaiting listing on the stock exchanges ** -
3 [Reliance Ports And Terminals CRISILAAA 50 526.71 61% Cush & Cush Equbvalent — SRELT
4 ahindra & Mahindra Financial Services CRISIL AA+ 50 501.73 20% T:t‘al Seeln iples Pl e NI
S Rural Electrification Corporation CRISIL AAA 50 501.63 20% = =
6 [Bajaj Finance TCRAAAT 5 50062 8% L 25442 100.00%
7 Kotak Mahindra Prime ICRA AA+ 50 500.13 18%
8 Power Grid Corporation of India CRISILAAA 40 494.83 8.09%
9 LIC Housing Finance CRISIL AAA 40 400.81 6.55%
0 |Infrastructure Development Finance Company FITCH AAA(ind) 10 101.10 1.65%
1 Kotak Mahindra Prime CRISILAA+ 3 27.88 0.46% :
2 [Cholamandalam DBS Fimance TCRAAA ] 10.40 0.17% DSP BlackRock Stl‘ateglc Bond Fund
Total 3.565.84 58.20%
- Open Ended Income Scheme
Securitised Debt Instruments** . n
13 |India MBS PTC Series 1D (LIC HF) CRISIL AAA(SO) 7 2711 0.77% Sr. No. Name of Instrument Rating/Industry Quantity  Market value @ % to Net Assets
Total 47.11 0.77% Lakhs)
CBLO / Reverse Repo Investments 172.89 2.83% CENTRAL GOVERNMENT SECURITIES
Total 172.89 2.83% 1 08.33% CGL 2026 SOV 21,000,000 21,142.80 8.53%
Cah & Cash Fouival 2 08.15% CGL 2022 SOV 13,609,700 13,607.66 5.49%
N“f}{—z‘sm/‘lr}‘”%‘t 19750 =To7, 3 [08.19% CGL 2020 SoV 6,000,000 5.979.00 2.41%
T S Fi5% 4 08.28% CGL 2127 SOV 5,000,000 4,963.00 2.00%
GRAND TOTAL 6.116.52 100.00% Aoial ESOe Lo
Notes: 1. All corporate ratings are assigned by rating agencies like CRISIL, CARE, ICRA, FITCH. 2. ** Non Traded / Thinly Traded in accordance with DEBT INSTRUMENTS
SEBI Regulations/Guidelines B.OND & N?‘?s — -
Listed / awaiting listing on the stock exchanges**
5 Tata Motors Finance CRISIL AA- 500 5,001.51 2.02%
6 Bajaj Finance ICRA AA+ 41 4,105.05 1.66%
7 NABARD CRISIL AAA 250 2,538.15 1.02%
8 Power Finance Corporation CRISIL AAA 250 2.529.78 1.02%
DSP BlackRock Short Term Fund 9 [BMW India Financial Services CRISILAAA 250 251021 1.01%
10 Tube Investments of India CRISIL AA 25 2,508.73 1.01%
Open Ended Income Scheme 11 |L&T Finance CARE AA+ 250 2.501.58 1.01%
o = 12 Reliance Ports And Terminals CRISIL AAA 200 2,106.86 0.85%
Sr. No. Name of Instrument Rating/Industry Gy el % to Net 13 |Rural Electrification Corporation CRISIL AAA 200 2.033.41 0.82%
Lakhs Assets 14 |Kotak Mahindra Prime ICRA AA+ 200 1,995.95 0.80%
15 Kotak Mahindra Prime ICRA AA+ 200 1,977.45 0.80%
e e 16 |Tata Steel FITCH AA(ind) 150 1,519.86 0.61%
> o —— n 17 Reliance Gas Transportation Infrastructure CRISIL AAA 150 1,511.24 0.61%
L g g *% — - 3
T 3;;:1:{1%2““ listing on the stock exchanges ICRAAAT 30 3.007.23 5.05% 18 Power Finance Corporation CRISIL AAA 150 1,504.82 0.61%
) HDB Financial Services CARE AAA 300 4.016.30 4.05% 19 LIC Housing Finance CRISIL AAA 100 1,013.39 0.41%
3 Power Finance Corporation CRISIL AAA 300 3.035.74 3.06% 20 Fullerton India Credit Company ICRAAA+ 100 1,001.18 0.40%
4 Power Finance Corporation CRISIL AAA 250 2.530.61 2.55% 21 Housing Development Finance Corporation CRISIL AAA 100 1,000.40 0.40%
5 Sundaram BNP Home Finance CARE AA+ 250 2,529.70 2.55% 22 Kotak Mahindra Prime ICRA AA+ 100 1,000.25 0.40%
6 LIC Housing Finance CRISIL AAA 250 2.517.99 2.54% 23 Mahindra & Mahindra Financial Services CRISIL AA+ 70 702.42 0.28%
7 Shriram Transport Finance Company CRISIL AA 250,000 2,513.39 2.54% 24 [LIC Housing Finance CRISIL AAA 60 601.21 0.24%
8 BMW Indlavaanmal Services CRISIL AAA 250 2.510.21 2-5-’ZA’ 25 Power Finance Corporation CRISIL AAA 50 506.86 0.20%
90 _?ugdalram l:mantce g é(R? Aﬁ}; Zgg % 20247‘2 %gg(}f 26 Sundaram BNP Home Finance CARE AA+ 50 505.94 0.20%
¢ Investments of India L . . - -
T [Power Finance Corporation CRISILAAA 750 2.508.04 353% 27__|LIC Housing Finance ' LRISLAAA 2 293.66 9200
5 Baia Finance CRIS #AA+ 300 5 086.88 2' 1% 28 Indian Railway Finance Corporation ICRA AAA 50 498.93 0.20%
3 [Rural Electrification Corporation CRISILAAA 200 2.033.41 2.05% 29 |HDB Financial Services CAREAAA 66 331.34 0.13%
4 Mahindra & Mahindra Financial Services CRISIL AA+ 200 2,001.49 2.02%
5 Kotak Mahindra Prime ICRA AA+ 200 1.995.95 2.01%
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DSP BLACKROCK DSP BlackRock Mutual Fund

MAFATLAL CENTRE, 10TH FLOOR, NARIMAN POINT, MUMBALI - 400021.
MUTUAL FUND

Half-Yearly Portfolio Statement for the period ended September 30, 2012

DSP BlackRock Strategic Bond Fund (Con't) DSP BlackRock FMP-SERIES 18-12M

Open Ended Income Scheme Name of Instrument Rating Quantity  Market value 3 Lakhs) % to Net Assets
30__JLIC Housing Finance CRISILAAA 10 10028 0.04% yoREY VA ,iﬁfsﬁl NSTRUMENTS
31 HDB Financial Services CARE AAA 2 10.01 0.00% 1 Indusind Bank CRISILAL+ 3.000 2.971.64 76.34%
Total 42,122.47 16.95% 2 Axis Bank CRISILAT+ 3.000 2.971.48 26.34%
3 ICICI Bank ICRAAL+ 3,000 2,971.48 26.34%
Unlisted ** 4 Vijaya Bank CARE A1+ 2.390 2.367.41 20.98%
32 Murugappa Holdings Ltd CRISIL AA 300 2,999.24 1.21% Total 11.282.01 100.00%
33 |Tata Sons CRISILAAA 100 1,009.90 0.41%
Total 4,009.14 1.62% Cash & Cash Equivalent
Net Receivables/Payables (0.41) 0.00%
MONEY MARKET INSTRUMENTS Total (0.41) 0.00%
Certificate of Deposit** GRAND TOTAL 11,281.60 100.00%
34 |HDFC Bank CAREAI+ 20,000 18,594.28 7.50% Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL,
35 Oriental Bank of Commerce CRISIL A1+ 10,000 9,659.44 3.90% CARE, ICRA, FITCH
36 ICICI Bank CARE A1+ 10,000 9,623.80 3.88%
37 Bank Of India CRISIL A1+ 7,500 7,208.23 2.91%
38 Axis Bank CRISIL A1+ 5,000 4.865.34 1.96%
39 HDFC Bank CARE A1+ 5,000 4,708.87 1.90%
40 |Axis Bank CRISIL AT+ 5,000 4,653.92 1.88% DSP BlackRock FMP-SERIES 20-12M
41 State Bank of Patiala ICRAAIL+ 5,000 4.607.84 1.86%
42 State Bank of Travancore CRISIL A1+ 3,600 3.315.41 1.34% Name of Instrument Rating Quantity Market value X Lakhs) % to Net Assets
43 ICICI Bank CAREAI+ 3,500 3,220.82 1.30%
44 State Bank of Hyderabad ICRA AL+ 3,300 3,053.00 1.23% MONEY MARKET INSTRUMENTS
45 | Canara Bank ICRAAL+ 3,000 2.880.52 1.16% Certificate of Deposit**
46 Axis Bank CRISIL A1+ 3,000 2.798.10 1.13% 1 Pur}@b & Sind Bank ICRAAL+ 5,000 4.936.57 29.55%
47 |Andhra Bank CAREAI+ 2,500 2.432.67 0.98% % Agll(s: IB]gnkk %‘XEEL :11 L Z 888 ‘3‘ giggg’ %gg%z//v
48 Punjab National Bank CARE AL+ 2,500 2,413.47 0.97% ANk - 220
49 [Andhra Bank CAREALT 2.500 241236 0.97% 4 Kotak Mahindra Bank CRISIL ALY 2,900 I TR
50 Corporation Bank CRISIL A1+ 2,500 2,407.68 0.97% — -
51 [Canara Bank CRISIL A1+ 2,500 2.403.24 0.97% B0 Reverse Repo Tavesiments 3303 0%
52 |Canara Bank CRISILAIL+ 2,500 2,399.79 0.97% Total 33.98 020%
53 State Bank of Bikaner & Jaipur CRISIL AL+ 2,000 1,962.87 0.79%
54 Syndicate Bank CRISIL A1+ 2,000 1,962.49 0.79% Cash & Cash Equivalent
55 Andhra Bank CARE A1+ 1,700 1,637.67 0.66% Net Receivables/Payables (0.63) 0.00%
56 State Bank of Hyderabad ICRAAI+ 1,600 1,535.31 0.62% Total (0.63) 0.00%
57 | Axis Bank CRISILAL+ 1,100 1,012.26 0.41% GRAND TOTAL 16.703.23 100.00%
58 _[State Bank of Mysore CRISIL AT+ 1,000 988.63 0.40% Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL,
59 Viiaya Bank CARE A1+ 1,000 962.99 0.39% CARE, ICRA, FITCH
60 Andhra Bank CARE Al+ 1,000 943.91 0.38%
61 Oriental Bank of Commerce CRISIL A1+ 1,000 939.41 0.38%
62 IDBI Bank CRISIL A+ 900 866.76 0.35%
63 Central Bank of India CRISIL A+ 900 866.74 0.35%
64 [IDBI Bank CRISIL AT+ 500 479.84 0.19% DSP BlaCkROCk FTP-SERIES 2-24M
65 Axis Bank CRISIL A1+ 500 471.90 0.19%
66 Kotak Mahindra Bank CRISIL A1+ 450 417.47 0.17% Name of Instrument Quantity Market value (X Lakhs) % to Net Assets
67 Vijaya Bank CARE Al+ 300 298.90 0.12%
68 Andhra Bank CARE Al+ 300 281.96 0.11% DEBT INSTRUMENTS
69 |Punjab National Bank CAREAI+ 100 92.51 0.04% BOND & NCDs
70 ICICI Bank ICRAAl+ 100 92.49 0.04% Listed / awaiting listing on the stock exchanges **
Total 109,472.89 44.16% 1 Sundaram BNP Home Finance CARE AA+ 50 346.18 5.05%
2 Bajaj Finance ICRAAA+ 50 343.22 5.02%
Commercial Paper™ 3 Kotak Mahindra Prime CRISIL AA+ 50 342.57 5.01%
71 [Housing Development Finance Comporation CRISILALY 7500 21294.76 8.59% 4 1 Shriram Transport Finance Company CAREAAT 30 24243 S0
) Housinz Dovel F C G ICRAALT 1000 759930 1859, S Tata Capit 1_ CARE AA+ 50 342.07 5.00%
ousing Development Finance ¢ orporation 2 : o 6 Sundaram Finance FITCH AA+(ind) 50 339.85 4.98%
Total Zaibit HOSbo 7| Mahindra & Mahindra Financial Services CRISIL AA+ 00 802.99 9.98%
Total 8,949.23 100.05%
CBLO / Reverse Repo Investments 20,815.31 8.39%
Total 20,815.31 8.39% Cash & Cash Equivalent
Net Receivables/Payables (3.41) -0.05%
Cash & Cash Equivalent Total (3.41) -0.05%
Net Receivables/Payables (24.47) 0.01% GRAND TOTAL 8.945.82 100.00%
0,
E‘;;“XND TOTAL 247’(92324372 103:8(1)02 Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL,

CARE, ICRA, FITCH
Notes: 1. All corporate ratings are assigned by rating agencies like CRISIL, CARE, ICRA, FITCH. 2. ** Non Traded / Thinly Traded in accordance with
SEBI Regulations/Guidelines

DSP BlackRock FTP-SERIES 3-24M

Name of Instrument Quantity Market value X Lakhs) % to Net Assets

DSP BlackRock FMP-SERIES 14-12M
DEBT INSTRUMENTS
P f Ins antity Tarket v ° As BOND & NCDs
Name of Instrument Quantity Market value X Lakhs) % to Net Assets Listed ] awaiting Tisting on the Stock cxchanges *

1 Sundaram BNP Home Finance CARE AA+ 87 777.69 4.86%
2 Sundaram Finance FITCH AA+(ind) 87 777.11 4.85%
ygg&:tz/lﬁ%l:azitlﬁSTRUMENTs 3 Mahindra & Mahindra Financial Services CRISIL AA+ 87 775.90 4.82%
4 Tata Capital CARE AA+ 87 775.30 4.81%
é K\IG \Q’S\i{a Bank gg g II:Q}I g 888 % ggi g?l ggggzﬁ’ S Shriram Transport Finance Company CARE AA+ 87 774.62 4.80%
T Bk CRAATT =000 Y shosh 6| Kotak Mahindra Prime CRISILAAT 87 77385 4.78%
7y V?iiy;?sank CAREATT 2700 300931 850 7 HDB Financial Services CAREAAA 100 502.04 9.59%
Total 11.064.06 99.68% Total 5.156.51 98.51%
CBLO / Reverse Repo Investments 33.98 0.31% %I‘Stl;lo / Reverse Repo Investments ;igg (?6677'://0
Total 33.98 0.31% - S

- Cash & Cash Equivalent
g:f lll{fée(ij\,?glleg/(})l;?;;le;t 0.62 0.01% Net Receivables/Payables 43.02 0.82%
Total 0.62 0.01% Total 43.02 0.82%
GRAND TOTAL 11,098.66 100.00% I 5234.51 100.00%

Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL,

Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL, CARE, ICRA, FITCH

CARE, ICRA, FITCH

DSP BlackRock FMP-SERIES 16-12M DSP BlackRock FMP-SERIES 23-12M

Name of Instrument Rating Quantity Market value  Lakhs) % to Net Assets Name of Instrument Rating Quantity Market value (¥ Lakhs) % to Net Assets
MONEY MARKET INSTRUMENTS
ygg&:&{ﬁ%‘:a&:ﬂSTRUMEN TS Certificate of Deposit** 0
ertificate o Deposit
T [ State Bank of Mysore CAREALT 2000 308134 25.66% S Rrreeae S o S S
2 [ICICI Bank ICRAAIT 4,000 3,978.40 25.64% e : 222
3 ABARD CRISILALT 2000 3978 40 55 649, 3 Vijaya Bank i CAREAI+ 3.500 3.267.29 29.55%
7 Vos Bank TCRAALL 3500 586,55 1602% 4 State Bank of Patiala CRISIL A1+ 5.000 4.913.42 10.95%
5 Axis Bank ICRAAIT 1000 995'34 6.41% S Vijaya Bank CARE Al+ 100 99.05 0.22%
T Viiava Bank CARE ALY T00 3553 X 6 Kotak Mahindra Bank CRISILAT+ 50 4930 0.11%
Total 15,519.66 100.01% 10El BB 6% IR,
T CBLO / Reverse Repo Investments 23.98 0.05%
Cash & Cash Equivalent
Net Receivables/Pavables 278 -0.01% MR ZIk (T2
Total (2.78) -0.01% -
0 Cash & Cash Equivalent
GRAND TOTAL 15.516.88 100.00% Net Receivables/Payables (0.56) 0.01%
R : Tlaus SN : : : : : ac T Total (0.56) 0.01%
Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL, GRAND TOTAL 33890.19 100:00%%

CARE, ICRA, FITCH
Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL,
CARE, ICRA, FITCH

DSP BlackRock FTP-SERIES 1-24M
Name of Instrument Quantity Market value X Lakhs) % to Net Assets DSP BlaCkROCk FTP'SERIES 4'36M

DEBT INSTRUMENTS Name of Instrument Rating Quantity  Market value  Lakhs) % to Net Assets
BOND & NCDs
Listed / awaiting listing on the stock exchanges **
T [ Cholamandalam DBS Finance CRAAA 350 372762 134% DEBT IASIRLMENTS
2 Bajaj Finance CRISIL AA+ 300 2.693.56 4.16% > e porn
3 [ Mahindra & Mahindra Financial Services CRISILAAT 300 2:693.56 4.16% bt Cafling [ing on thestock enhange 7 n o e
4 Tata Capital CARE AA+ 300 2,693.56 4.16% > Tata Capital CARE AAT 500 618.70 3.46%
5 Sundaram Finance FITCH AA-+(ind) 300 2.693.42 4.16% 3 C_Iholamandalam DBS Finance TCRAAA 150 6 0'55 4'38%
6 1 Kotak Mahindra Prime CRISILAA 300 2.690.74 4.15% 4 [ Tata Motors Finance CRISILAA- 200 606.59 4.35%
7 {LIC Housing Finance CRISIL AAA 230 2:317.99 3.24% 5| Shriram Transport Finance Company CARE AAT 90 52823 3.65%
8 HDB Financial Services CARE AAA 16 80.33 0.42% 3 Prism Coment TCRA A+ 350 52604 3.63%
v . .
LUz 18,790.78 LRI 7| 1IDB Financial Services CARE AAA 206 480.80 3.22%
0,
CBLO / Reverse Repo Investments 8.99 0.05% o 0= s560 LT
0,
MGER] B DHOSES CBLO / Reverse Repo Investments 99.93 0.89%
0,
Cash & Cash Equivalent Total 99.93 0.89%
Net Receivables/Payables 221.6 16% Cash & Cash Equivalent
. o
il 2L > .,A' Net Receivables/Payables 08.20 0.96%
GRAND TOTAL 19.021.45 100.00% Total 08.20 0.96%
Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL, GRAND TOTAL 11.197.74 100.00%
CARE, ICRA, FITCH Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL,

CARE, ICRA, FITCH
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DSP BLACKROCK DSP BlackRock Mutual Fund

MAFATLAL CENTRE, 10TH FLOOR, NARIMAN POINT, MUMBALI - 400021.
MUTUAL FUND

Half-Yearly Portfolio Statement for the period ended September 30, 2012

DSP BlackRock FMP-SERIES 24-12M DSP BlackRock Dual Advantage Fund-SERIES 1-36M

Name of Instrument Quantity Market value R Lakhs) % to Net Assets Name of Instrument
MONEY MARKET INSTRUMENTS DERIVATIVES
Certificate of Deposit** T__|NIFTY Call Dec 14 Index Option 165,950 1.891.83 19.73%
1 Svyndicate Bank CRISIL Al+ 3.575 3.507.95 27.32% Total 1,891.83 19.73%
2 ICICI Bank CARE A1+ 3.500 3.436.06 26.76%
3 Axis Bank CRISIL A1+ 3.500 3.430.89 26.72% DEBT INSTRUMENTS
4 State Bank of Patiala ICRAAI+ 2.500 2.453.01 19.10% BOND & NCDs
Total 12.827.91 99.90% Listed / awaiting listing on the stock exchanges **
2 Sundaram BNP Home Finance CARE AA+ 37 461.42 5.24%
CBLO / Reverse Repo Investments 11.99 0.09% 3| GE Capital Services India CRISIL AAA 37 447.16 5.09%
Total 11.99 0.09% 4 Shriram Transport Finance Company CARE AA+ 37 445.43 5.07%
. 5 Cholamandalam DBS Finance ICRAAA 37 1.425.11 4.86%
Cash & Cash Equivalent _ 6| Kotak Mahindra Prime CRISIL AA+ 50 521.89 5.44%
Net Receivables/Payables 0.53 0.01% Total 6,301.01 65.70%
Total 0.53 0.01%
GRAND TOTAL 12.840.43 100.00% Unlisted **
Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL, 7 | Gruh Finance ICRAAA 130 1.315.18 13.72%
Total 1,315.18 13.72%
CARE, ICRA, FITCH
CBLO / Reverse Repo Investments 19.99 0.21%
Total 19.99 0.21%
DSP BlackRock FMP-SERIES 27-12M .
Cash & Cash Equivalent
Sr.No.  Name of Instrument Rating Quantity Market value (% Lakhs) % to Net I_}Ie;r ll{ecelvables/ Payables 2 g (())66:‘:]?)
) ota .. A ()
Asscts GRAND TOTAL 9.589.32 100.00%
MONEY MARKET INSTRUMENTS Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL,
Certificate of Deposit** CARE. ICRA. FITCH
1 State Bank of Patiala ICRAAL+ 140 1.114.12 27.51% ’ |
2 Axis Bank CRISIL A1+ 000 976.36 24.11%
3 CICI Bank ICRAAIL+ 000 976.36 24.11%
4 Kotak Mahindra Bank CRISIL AL+ 000 976.36 24.11%
Total 0570 59.34% DSP BlackRock FMP-SERIES 36-12M
CBLO / Reverse Repo Investments 5.00 0.12% Sr. No. Name of Instrument Rating Quantity Market value (Z Lakhs) % to Net Assets
Total 5.00 0.12%
MONEY MARKET INSTRUMENTS
Cash & Cash Equivalent Certificate of Deposit**
Net Receivables/Payables 2.06 0.04% 1 Andhra Bank CARE Al+ 5,700 5,491.03 27.53%
Total 2.06 0.04% 2 Vijaya Bank CARE Al+ 5.000 4.817.86 24.16%
GRAND TOTAL 4,050.26 100.00% 3 Allahabad Bank ICRA Al+ 5.000 4.817.62 24.16%
Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL, 4 IFD?IlBank CRISIL Al+ 5.000 lﬁ 343(273 1026 5 3:/@
ota o . A ()

CARE, ICRA, FITCH

Cash & Cash Equivalent

DSP BlackRock FTP-SERIES 5-18M T — X 0%,

GRAND TOTAL 19,944. 100.00%

Name of Instrument Rating uantity  Market value (X Lakhs) % to Net Assets . I L . . . X X N
- 2 . arket yame K LAk Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like
DEBT INSTRUMENTS CRISIL, CARE, ICRA, FITCH
BOND & NCDs
Listed / awaiting listing on the stock exchanges **
1 Tata Capital Housing Finance CRISIL AA+ 52 484.20 4.99%
2 Shriram Transport Finance Company CRISIL AA 52 483.16 4.96%
3 Kotak Mahindra Prime CRISIL AA+ 48 446.11 3.81%
4 Mahindra & Mahindra Financial Services CRISIL AA+ 40 401.38 2.42% DSP BlaCkROCk FMP-SERIES 37-13M
5 Tata Capital CARE AA+ 40 401.13 2.42%
6 LIC Housing Finance CRISIL AAA 40 401.13 2.42% v M - akhs o 3
7 Bajaj Finance ICRA AA+ 4 100.49 5.40% Name of Instrument Quantity Market value (X Lakhs) % to Net Assets
1L UL Zhia b MONEY MARKET INSTRUMENTS
Certificate of Deposit**
T B T 1 Vijava Bank CAREATT 22,500 2157811 27.43%
ol : Eau 2 Andhra Bank CARE AL+ 20.000 9.212.00 24.43%
Cash & Cash Eauivalent 3 Dena Bank CRISIL A1+ 17.500 6,751.35 21.30%
A o Ve el 5 4 Canara Bank ICRA AL+ 14,500 3.922.54 17.70%
Net Receivables/Payables g ] 5[ Canara Bank CRISIL ATT 7.500 7.199.37 9.15%
1o HE LLETE Total 78:663.37 100.01%
GRAND TOTAL 3.230.54 100.00% — -
Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL, CBLO / Reverse Repo Investments 6.00 0.01%
CARE, ICRA, FITCH Total 6.00 0.01%
Cash & Cash Equivalent
Net Receivables/Payabl 15.35 -0.029
DSP BlackRock FTP-SERIES 6-24M et Recelvables Pavables {43 S
GRAND TOTAL 78.654.02 100.00%
Name of Instrument Rating Quantity Market value X Lakhs) % to Net Assets
Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL,
DEBT INSTRUMENTS CARE, ICRA, FITCH
BOND & NCDs
Listed / awaiting listing on the stock exchanges **
1 Kotak Mahindra Prime CRISIL AA+ 33 7291 4.88%
2 [ Sundaram Finance TCRAAAT 33 7201 4.88% DSP BlackRock FTP-SERIES 7-24M
3 Bajaj Finance CRISIL AA+ 0 68.76 4.83%
4 Tata Capital CARE AA+ 0 68.76 4.83% Name of Instrument Quantity Market value (X Lakhs) % to Net Assets
S Cholamandalam DBS Finance ICRA AA 0 66.87 4.81%
6 Housing Development Finance Corporation CRISIL AAA 99 993.50 2.61% DEBT INSTRUMENTS
7 Tata Capital Housing Finance CRISIL AA+ 110 974.66 2.37% BOND & NCDs
Total 7,818.37 99.21% Listed / awaiting listing on the stock exchanges **
1 Sundaram BNP Home Finance CARE AA+ 40 425.24 5.12%
Cash & Cash Equivalent 2 Bajaj Finance ICRA AA+ 40 420.71 4.95%
Net Receivables/Payables 62. 0.79% 3 Shriram Transport Finance Company CARE AA+ 40 420.36 4.94%
Total 62. 0.79% 4 L&T Finance CARE AA+ 40 420.07 4.93%
GRAND TOTAL 7.880.4 100.00% 5 Cholamandalam DBS Finance CRA AA 40 419.80 4.92%
H 0,
Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL, (7) ﬁ;irﬁ;g ];}lgi?ﬁgra Financial Services SLEIISS[I]I:QQJ; jg ;5;;2 4:?202’
CARE, ICRA, FITCH Total 2.809.10 99.85%
CBLO / Reverse Repo Investments 3.00 0.11%
DSP BlackRock FMP-SERIES 31-12M Total 3.00 0.11%
Name of Instrument Quantity Market value % Lakhs) % to Net Assets Cash & Cash Equivalent
Net Receivables/Payables 12 0.04%
MONEY MARKET INSTRUMENTS Total N2 0.04%
Certificate of Deposit** GRAND TOTAL 2,813.22 100.00%
1 IDBI Bank CRISIL A1+ 500 1.454.95 28.51%
2 Axis Bank CRISIL Al+ 500 1.454.6! 28.50% Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL,
3 Indian Bank ICRA Al+ 000 970.03 19.01% CARE, ICRA, FITCH
4 Syndicate Bank CARE Al+ 000 969.84 19.00%
5 Vijaya Bank CARE Al+ 250 242.57 4.75%
Total 5,091.99 99.77%
CBLO / Reverse Repo Investments 9.99 0.20% DSP BlaCkROCk F P-SERIES 38_12.5
Total 9.99 0.20%
4 [0] ity Tark 74 ak % As
Name of Instrument uantity Market value (X Lakhs) %0 to Net Assets
Cash & Cash Equivalent
Net Receivables/Pavables .98 0.03% MONEY MARKET INSTRUMENTS
Total -98 0.03% Certificate of Deposit**
GRAND TOTAL 5.103.96 100.00% T |IDBI Bank CRISIL AL+ 20.000 9.193.62 24.38%
Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL, 2 Vijaya Bank CARE Al+ 20,000 9.174.30 24.35%
CARE, ICRA, FITCH 3 Central Bank of India CARE Al+ 15.000 4.344.14 22%
4 Andhra Bank CARE Al+ 10.000 9.558.37 2.14%
5 Punjab & Sind Bank ICRA Al+ 7,500 7.180.94 9.12%
6 Andhra Bank CARE Al+ 5,000 4.795.60 6.09%
DSP BlaCkROCk FMP—SERIES 32-12M 7 Corporation Bank CRISIL A1+ 4.700 4.526.43 5.75%
Total 78.773.40 100.05%
N f Inst t Rati tity Aarket va akhs % to Net Assets
ame of Instrumen ating Quantity Market value (% Lakhs) o to Net Assets CBLO  Reverse Repo Tnvestments 1599 005%%
MONEY MARKET INSTRUMENTS ] L 027,
Certificate of Deposit** -
T [1CICI Bank ICRAATT 5,000 4351572 21.60% L& Cash Equivalent T o
2 [ Vijaya Bank CAREAI+ 5,000 4.514.75 21.60% el fen ( o 3) e
3 [Axis Bank CRISILALT 5.000 4.512.26 21.59% B TOTAL ) X
4 Andhra Bank CARE AT+ 0.000 9.674.84 4.39% —
5 Kotak Mahindra Bank CRISIL Al+ 8,500 8,223.61 2.24% Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL,
6 DBI Bank CRISIL A1+ 5,950 5.756.53 8.56% CARE. ICRA. FITCH
Total 67,197.71 99.98% ! ’
CBLO / Reverse Repo Investments 17.99 0.03%
Total 17.99 0.03%
ofa . DSP BlackRock Dual Advantage Fund-SERIES 2-36M
Cash & Cash Equivalent .
Net Receivables/Payables (4.44) -0.01% Name of Instrument Rating Quantity Market value (X Lakhs) % to Net Assets
Total (4.44) -0.01%
GRAND TOTAL 67.211.26 100.00% DERIVATIVES
1 0,
Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL, L ¥;§£Y Call Dee 14 Toddes Option 130.730 iggggg 2211(());0//:
CARE, ICRA, FITCH
DEBT INSTRUMENTS
BOND & NCDs
Listed / awaiting listing on the stock exchanges **
2 Sundaram Finance ICRA AA+ 50 .183.30 4.98%
DSP BlackRock FMP-SERIES 34-12M 3 [ Cholamandalam DBS Finance ICRAAA 2 64,88 475%
4 GE Capital Services India CRISIL AAA 08 40.82 4.44%
N f Inst t antity Tarket vs ak % to Net Assets S Prism Cement ICRA A+ 00 .017.36 2.88%
SO TR QuantiGEMAL QNI KU NI c1tolNe (Lssets 6 [ Kotak Mahindra Prime CRISIL AAT 50 52177 6.61%
MONEY MARKET INSTRUMENTS 7 ahindra & Mahindra Financial Services CRISIL AA+ 10 89.30 1.13%
Certificate of Deposit** Total 5,117.43 64.79%
1 Andhra Bank CAREAIL+ 2.075 11.651.72 28.70% Unlisted =
2 Axis Bank CRISIL A1+ 0,000 9.649.46 23.77% - -
3 CICI Bank ICRA AL+ 0.000 0.6490 46 33.77% 8 Mahindra Vehicles Manufacturers ICRA AA 100 1.026.02 12.99;%
4| IDBIBank CRISILALT 0.000 9.649.46 23.77% 10E 1,026.02 L
0,
Total 40.600.10 100.01% CBLO / Reverse Repo Investments 49.97 0.63%
Cash & Cash Equivalent Total 49.97 0.63%
ot ) - | 0,
Net Receivables/Payables (4.26) . lo/o Cash & Cash Eouivalent
Mg (8:26) 0:01% Net Receivables/Payables 43.47 0.56%
n S s . .56%
GRAND TOTAL 40,595.84 100.00% Total 54T 6%
Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL, GRAND TOTAL 7.897.81 100.00%

CARE, ICRA, FITCH . o o . . . . . o
Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL,

CARE, ICRA, FITCH
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DSP BLACKROCK

MUTUAL FUND

DSP BlackRock Mutual Fund

MAFATLAL CENTRE, 10TH FLOOR, NARIMAN POINT, MUMBALI - 400021.

Half-Yearly Portfolio Statement for the period ended September 30, 2012

DSP BlackRock FMP-SERIES 39-12M

DSP BlackRock Dual Advantage Fund-SERIES 3-36M (Cont'd)

Cash & Cash Equivalent

Name of Instrument Quantity Market value (X Lakhs) % to Net Assets MONEY MARKET INSTRUMENTS
Certificate of Deposit**
MONEY MARKET INSTRUMENTS 29 State Bank of Patiala ICRA Al+ 1,000 943.46 16.33%
Certificate of Deposit** Total 943.46 16.33%
1 Andhra Bank CAREAIL+ 8,300 7.549.66 28.03%
2 Axis Bank CRISILA L+ 7.000 307.47 26.04% CBLO / Reverse Repo Investments 208.86 3.62%
3| Vijaya Bank CAREAIL+ 5,000 439937 22.99% Total 208.86 3.62%
4 IDBI Bank CRISIL A1+ 5.000 4.381.32 22.97% -
Cash & Cash Equivalent
Total 2,637.82 100.03% Net Receivables/Payables ggl .85 5.7 %‘;’/A)
Total 4. b
CBLO / Reverse Repo Investments 1.00 0.00% G‘)R?AND TOTAL 5777 .33 103_3 0/:;
Total 1.00 0.00%

Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL,

CARE, ICRA, FITCH

Net Receivables/Payables (18.84) -0.03%
Total (18.84) -0.03%
GRAND TOTAL 62,619.98 100.00%

Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL,
CARE, ICRA, FITCH

DSP BlackRock FMP-SERIES 48-12M

Name of Instrument

Quantity Market value (X Lakhs)

% to Net Assets

Cash & Cash Equivalent

Investment in Mutual Fund
1 DSP BlackRock Liquidity Fund Mutual Funds 7.710 124.08 0.93%
DSP BlackRock FMP-SERIES 41-12.5M Total 124.08 0.93%
Name of Instrument Rating Quantity  Market value (X Lakhs) % to Net Assets MONEY MARKET INSTRUMENTS
Certificate of Deposit**
2 Punjab & Sind Bank ICRAAL+ 4 3.792.67 28.32%
O i [IRUMENTS 3 State Bank of Bikaner & Jaipur CAREATT 3 378921 28.30%
0,
T [Andhra Bank CAREATT 5.000 3.795.60 2038% 1 Dbl Rank LRI AL 1om L T
2 United Bank of India CAREAT+ 5.000 4.790.83 20.36% Total = 13.262.88 99045
3 anara Bank CRISIL A1+ 3.000 2.882.18 2.25% -
4 Vijaya Bank CARE A1+ 3.000 2.878.01 2.23% CBLO /Reverse Repo Investments 3.00 0.02%
5 Axis Ban CRISIL AL+ 3.000 2.877.79 2.23% Total 3.00 0.02%
6 Bank Of India CRISIL AL+ 3.000 2.875.65 2.22%
7 DBI Bank CRISIL A1+ 2,500 2,399.20 0.20% Cash & Cash Equivalent
Total 23.499.31 99.87% Net Receivables/Payables .69 01%
Total 0.69 .01%
CBLO / Reverse Repo Investments 35.98 0.15% GRAND TOTAL 13.390.65 100.00%
Total 35.98 0.15%

Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL,

CARE, ICRA, FITCH

Net Receivables/Payables (3.34) -0.02%
Total (3.34) -0.02%
oI mais—mwon] | DSP BlackRock FMP-SERIES 51-12M
Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL, Name of Instrument Rating Quantity Market value % Lakhs) % to Net Assets
CARE, ICRA, FITCH ° ’
MONEY MARKET INSTRUMENTS
Certificate of Deposit**
1 Axis Bank CRISIL A1+ 2.00 887.58 28.29%
DSP BlackRock FMP-SERIES 43-12M 2 [IDBIBank CRISILAIT 2.00 87.58 2820%
3 Andhra Bank ] CARE A1+ 1.500 415.87 21.22%
Name of Instrument Quantity Market value X Lakhs) % to Net Assets 4 State Bank of Patiala ICRAAL+ 1.500 415.20 21.21%
Total ,606.23 99.01%
MONEY MARKET.I,IISTRUMENTS CBLO / Reverse Repo Investments 64.96 0.97%
Certificate of Deposit Total 64.96 0.07%
1 Andhra Bank CARE A1+ 8.600 8.248.43 8.65% * 2
2 Punjab National Bank CARE Al+ 7.500 7.193.98 6.27% M h Equivalent
3 Canara Bank CRISIL A1+ 5.000 4.806.47 0.87% ﬁ:ng%e?f;b]esg;;y:bf; 63 02%
4 Axis Bank CRISIL A1+ 5.000 4.796.31 0.85% Total .68 .02%
5 Vijaya Bank. CARE Al+ 5,000 4,795.14 0.84% GRAND TOTAL 6.672.87 100.00%
6 Bank Of India CRISIL AL+ 5.000 4.791.73 0.84% Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL,
7 Oriental Bank of Commerce CRISIL Al+ 5.000 4.790.95 0.83% CARE. ICRA. FITCH
8 Central Bank of India CARE A1+ 4,940 4.780.83 0.81% ’ ?
Total 44.203.84 99.96%
CBLO / Reverse Repo Investments 21.99 0.05%
Total 21.99 0.05% DSP BlackRock FMP-SERIES 52-9M
Cash & Cash Equivalent Name of Instrument Ratin; antity Market value (X Lakh % to Net Assets
Net Receivables/Paables Go0) 001% € O TsTramet e Quantify  Market value  Lakhs) % to Net Asse
Total (5.90) -0.01%
GRAND TOTAL 44.219.93 100.00% Tnvestment in Mutual Fund
1 DSP BlackRock Liquidity Fund Mutual Funds 4474 72.01 2.28%
. I I . . . . . Lo Total 72.01 2.28%
Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL,
CARE, ICRA, FITCH MONEY MARKET INSTRUMENTS
Certificate of Deposit**
2 IDBI Bank CRISIL AL+ 1.000 963.06 30.50%
3 Central Bank of India CRISIL A1+ 1.000 963.04 30.50%
4 Vijaya Bank CARE AT+ 900 866.69 27.45%
DSP BlackRock FMP-SERIES 44-12M 5 [Axis Bank CRISILATF 300 289.02 9.15%
Total 3.081.81 97.60%
Name of Instrument Rating Quantity Market value (¥ Lakhs) % to Net Assets RO Reverss Reno Tovesimonts 100 B
s s . .03%
MONEY MARKET INSTRUMENTS Total 100 0.03%
Certificate of Deposit** Cash & Cash Equivalent
T [Dena Bank CRISILATS 5.000 778091 2770% Net Receivables Pavables T %
2 Oriental Bank of Commerce CRISIL A1+ 5.000 4.778.24 27.68% Total 2.34 .09%
3 Indusind Bank CRISIL A1+ 5,000 4.775.12 27.66% GRAND TOTAL 3,157.16 100.00%
4 Axis Bank CRISIL A1+ 3.000 2.866.05 16.60% Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL,
Total 17.200.32 99.64% CARE. ICRA. FITCH
CBLO / Reverse Repo Investments 62.96 0.36%
Total 62.96 0.36%
: DSP BlackRock FMP-SERIES 53-9M
Cash & Cash Equivalent
Net Receivables/Payables (0.85) 0.00% Name of Instrument Rating Quantity Market value X Lakhs) % to Net Assets
Total (0.85) .00%
GRAND TOTAL 17,262.43 100.00% MONEY MARKET INSTRUMENTS

tificate of D it**

Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL, 1 ggﬁa'r;gaﬁlﬁ cpost CRISIL AL+ 70 674.03 27.67%
CARE, ICRA, FITCH 2 IDBI Bank CRISIL AT+ 60 577.84 23.69%
3 Central Bank of India CRISIL A1+ 600 577.83 23.69%
4 Vijaya Bank CARE A1+ 600 577. 23.68%
Total 2.408.40 98.73%
DSP BlackRock FMP-SERIES 47-12M CBLO / Reverse Repo Investments 7808 LIo%
Total 28.98 1.19%

Name of Instrument Quantity Market value (X Lakhs) % to Net Assets Cash & Cash Equivalent
Net Receivables/Payables 2.20 .08%
MONEY MARKET INSTRUMENTS Total 2.20 .08%
Certificate of Deposit** GRAND TOTAL 2.439.58 100.00%

CARE, ICRA, FITCH

1 Andhra Bank CARE Al+ 4,000 3,807.45 28.60% 1wk ; Aliaui Hes i ; ; ; i i ies i
5 Kotak Mahindra Bank CRISIL ATT 2000 350573 58.58% N/o\t;; lI Rlzloglz_ragled / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL,
3 [ICICI Bank ICRA A1+ 2,500 240431 8.06% CARE, ICRA, FITC
4 Axis Bank CRISIL A1+ 2,500 2,387.97 7.94%
5 State Bank of Hyderabad ICRA Al+ 900 863.61 6.49%
mow—we%| | DSP BlackRock Dual Advantage Fund-SERIES 4-36M
%l)gt];lo e 2;3; (()) 33;:2) Name of Instrument Quantity Market value & Lakhs) % to Net Assets
DERIVATIVES
Cash & Cash Equivalent 1 NIFTY Call Jun 15 Index Option 151.000 2.689.08 27.51%
Net Receivables/Payables 0.7 0.00% Total 2.689.08 27.51%
Total 0.7 0.00%
GRAND TOTAL 13,313.75 100.00% ;(E)gl]-)lg?\llc l})UMENTS
S
Notes: 1** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL, > Listed ]/: ?Waitincg listing on the stock exchangesc’};’;SIL — o BT ORI
ower Finance Corporation . .35%
CARE, ICRA, FITCH Total 101191 10.35%
Unlisted **
3 Housing Devel t Fi C ti CRISIL AAA 25 267.07 2.96%
DSP BlackRock Dual Advantage Fund-SERIES 3-36M +— i sing Revelopment Finance Corporation . SRILAM ST oo
n = S nfrastructure Development Finance Company | ICRA AAA 012.10 36%
Name of Instrument Quantity Market value (X Lakhs % to Net Assets 6 LIC Housing Finance CRISIL AAA 0 011.17 35%,
Total 4.304.36 44.04%
EQUITY & EQUITY RELATED
Listed / awaiting listing on the stock exchanges A _ MONEY MARKET INSTRUMENTS
1 Bombay Dyeing & Mfg Co. Textiles - Synthetic 22,967 113.22 .96% Certificate of Deposit**
2 Bharat Petroleum Corpn. Petroleum Products 30.819 107.47 .86% 7 HDFC Bank FITCH Al+(ind) 1,500 1.406.68 14.39%
3 Arvind Textile Products 123.229 98.46 .70% Total 1.406.68 14.39%
4 Gujarat Pipavav Port Transportation 186.328 97.36 .69%
5 Reliance Industries Petroleum Products 10.712 89.68 .55% CBLO / Reverse Repo Investments 202.87 2.08%
6 Tata Chemicals Chemicals 25914 83.15 .44% Total 202.87 2.08%
7 Glenmark Pharmaceuticals Pharmaceuticals 18.164 76.46 32%
8 Prestige Estate Project Construction 51.689 70.17 21% Cash & Cash Equivalent
9 Godrej Industries Chemicals 20.462 58.75 .02% Net Receivables/Payables 158.99 1.63%
0 Atul Chemicals 15.729 53.01 .92% Total 158.99 1.63%
1 Tata Communications Telecom - Services 21,381 52.02 .90% GRAND TOTAL 9.773.89 100.00%
2 Tata Motors - A Class Aut 28.993 46.71 .81%
3 Gdr;simoll(qjcrlilstries 258 ”gn?em 1.320 4375 ('7(,tyz Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL,
4 Dr. Reddy's Laboratories Pharmaceuticals 2.486 4091 1% CARE, ICRA, FITCH
5 SKS Microfinance Finance 29.725 38.52 .67%
6 anappuram Finance :inancg 94.643 37.62 .65%
7 Bayer Cropscience esticides 3.091 32.99 57% - -
8 HCL Technologies Software 5418 31.29 .54% DSP BlaCkROCk FMP SERIE S 54 1 2M
9 HCL Infosystems Hardware 69.536 30.14 .52%
20 Pfizer harmaceuticals 2.109 26.40 X (,lyz Name of Instrument Quantity Market value % Lakhs) % to Net Assets
21 Cipla Pharmaceuticals 5316 20.21 .35%
22 Pantaloon Retail (India) Retailing 6.169 13.20 .23% lé’loyi;‘:Yth?RDKET.tIﬁbTRUMENTS
Total 1.261.49 21.84% ertificate of Deposit
. 1 State Bank of Hyderabad ICRA AT+ 00 942.56 28.27%
DERIVATIVES 2 -IDFC Bank CARE Al+ ] 00 941.77 28.25%
23 NIFTY Put Dec 12 Index Option 2.450 0.81 .01% 3 ndian Bank FITCH Al+(ind) 00i 941.52 28.24%
24 FTY Put Oct 12 Index Option 3.450 0.16 .00% 4 DBI Bank CRISIL Al+ 501 471.90 14.15%
Total 0.97 .01% Total 3.297.75 98.91%
DEBT INSTRUMENTS CBLO / Reverse Repo Investments 33.98 1.02%
BOND & NCDs Total 33.98 1.02%
Listed / awaiting listing on the stock exchanges **
25 Power Finance Corporation CRISIL AAA 10! 1.011.91 17.52% Cash & Cash Equivalent
26 Housing Development Finance Corporation CRISIL AAA 10! 1.006.53 17.42% Net Receivables/Payables 2.23 .07%
27 ational Housing Bank CRISIL AAA S 505.67 75% Total 2823 .07 %
28 ABARD CRISIL AAA 50 314 44 3.73;’/0 GRAND TOTAL 3.333.96 100.00%
otal 3.028.55 PP Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL,
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DSP BLACKROCK DSP BlackRock Mutual Fund

MAFATLAL CENTRE, 10TH FLOOR, NARIMAN POINT, MUMBALI - 400021.
MUTUAL FUND

Half-Yearly Portfolio Statement for the period ended September 30, 2012

DSP BlackRock FMP-SERIES 55-12M DSP BlackRock Dual Advantage Fund-SERIES 5-36M

Name of Instrument Quantity Market value R Lakhs) % to Net Assets

Name of Instrument Market value (X Lakhs) % to Net /
MONEY MARKET INSTRUMENTS
Certificate of Deposit**
DERIVATIVES
1 HDFC Bank CARE Al+ 000 940.92 26.68% -
2 [ Kotak Mahindra Bank CRISILALT 000 94055 26.67% Ll Lo — b S
3 DBI Bank CRISIL Al+ 000 939.86 26.65% e *
4 Andhra Bank CARE Al+ 700 657.90 18.66% DEBT INSTRUMENTS
Total 3.479.23 98.66% BOND & NCDs
Listed / awaiting listing on the stock exchanges **
CBLO / Reverse Repo Investments 45.97 1.30% 2 Power Finance Corporation CRISIL AAA 150 517.87 13.82%
Total 45.97 1.30% 3 HDB Financial Services CARE AAA 280 402.40 12.77“/4
Total 2.920.27 26.59%
Cash & Cash Equivalent Unlisted ™=
H 0,
L - i 2 Small Indusiries Development Bank of Tndia CRISILAAR 50 52087 T383%
- - 5 NABARD CRISIL AAA 50 516.43 13.80%
GRAND TOTAL 3.526.35 100.00% - -
2 6 LIC Housing Finance CRISIL AAA 00 013.75 9.23%
Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL, 7 Housing Development Finance Corporation CRISIL AAA 50 506.13 4.61%
CARE. ICRA. FITCH 8 nfrastructure Development Finance Company FITCH AAA(ind) 40 404.39 3.68%
> > 9 Housing Development Finance Corporation CRISIL AAA 25 253.41 2.31%
Total 5,214.98 47.47%
CBLO / Reverse Repo Investments 48.97 0.45%
DSP BlackRock FMP-SERIES 57-12M Total ®97 0.45%
Name of Instrument Quantity Market value ( Lakhs) % to Net Assets Cash & Cash Equivalent
Net Receivables/Payables 289.39 2.62%
MONEY MARKET. INSTRUMENTS Total 289.39 2.62%
Certificate of Deposit** _ GRAND TOTAL 10.986.04 100.00%
F /
é 212:2 gzﬁi gtf lI:Ia:/t?aelr;bad {8&22{1 238 v 82%% %g 212 lgit;; IIC*;/T\\I():;rélged / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL,
3 ICICI Bank CARE A1+ 500 407.95 28.14% g >
4 Axis Bank CRISIL A1+ 300 750.52 15.00%
Total 4,976.71 99.46%
CBLO / Reverse Repo Investments 23.98 0.48% DSP BlaCkROCk FMP-SERIES 61-12M
0,
Total 23.98 0:48% Name of Instrument ati Quantity Market value (Z Lakhs) % to Net Assets
Cash & Cash Equivalent MONEY MARKET INSTRUMENT
Net Receivables/Payables 2.72 0.06% Ce?glﬁcate of De ositg‘s LMEMTS
Total 2.72 0.06% I CICI Bank ICRA ATT 2 866.11 2637%
GRAND TOTAL 5.,003.41 100.00% 2 NG Vysya Bank CRISIL A1+ 2 865.69 26.36%
Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL, 3 Axis Bank _ ] CRISIL A1+ 2.0 65.40 26.36%
CARE. ICRA. FITCH 4 State Bank of Bikaner & Jaipur CARE Al+ 1,550 446.46 20.44%
> » Total 043.66 99.53%
CBLO / Reverse Repo Investments 31.98 0.45%
DSP BlackRock FMP-SERIES 59-12M Total 3198 0.45%
N f Inst t tity Market vz P 9% to Net Asset Cash & Cash Equivalent
e Quantty Marketvalue Q Lakhe, _uofo Net assets Net Receivables/Payables 701 0%
- Total 2.01 .02%
Investment in Mutual Fund
T [ DSP BlackRock Liquidity Fund Mutual Funds 1722 T88.63 372% GRAND TOTAL e 100.00%
Total 188.65 3.72% Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL,
CARE, ICRA, FITCH
MONEY MARKET INSTRUMENTS
Certificate of Deposit**
2 Oriental Bank of Commerce CRISIL AL+ 500 409.12 27.79%
3 State Bank of Hyderabad ICRAAIL+ 500 409.12 27.79% - -
4 HDFC Bank FITCH A 1+(ind) 500 406.68 27.74% DSP BlaCkROCk FMP SERIES 62 12M
1Q 0,
2 %;(;;lBank CRISIL ALY 700 4,23?22 9162 29750//2 Name of Instrument Quantity Market value (X Lakhs) % to Net Assets
Cash & Cash Equivalent : MONEY MARKETINSTRUMENTS
Rt Revelvublos Pavablos T 0L T [ Axis Bank CRISICAL+ 0 930,78 2725%
- 70 2 Oriental Bank of C C CRISIL AT+ (0] 930.78 27.259
GRAND TOTAL 5.070.73 100.00% 3 CICT Bank e ICRA AL+ 0 930.5 27244‘3
Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL, 4 Kotak Mahindra Bank CRISIL A1+ 650 604.45 17.69%
CARE. ICRA. FITCH Total 3.396.59 99.43%
CBLO / Reverse Repo Investments 16.99 0.500//0
Total 16.99 0.50%
DSP BlackRock FTP-SERIES 11-36M :
Cash & Cash Equivalent
B 0,
Name of Instrument Quantity Market value (Z Lakhs) % to Net Assets T’;‘Ig: al}ecelvab]es/mbles %;g [ 770//3
GRAND TOTAL 3.416.33 100.00%
DEBT INSTRUMENTS . I . ] . . . . o
BOND & NCDs Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL,
Listed / awaiting listing on the stock exchanges * CARE, ICRA, FITCH
1 Tata Steel FITCH AA(ind) 250 2.533.10 4.78%
2 LIC Housing Finance CRISIL AAA 250 2,531.62 4.77%
3 Tata Motors CARE AA 250 2,524.28 4.73%
4 Ashok Leyland ICRA AA- 25 2.519.70 4.70% DSP BlackRock FMP-SERIES 63-12M
5 Trent Limited CARE AA 200 2,233.68 3.03%
6 Infrastructure Development Finance Company ICRA AAA 50 489.20 2.85% Name of Instrument Quantity Market value K Lakhs) % to Net Assets
Total 12,831.58 74.86%
MONEY MARKET INSTRUMENTS
Unlisted ** Certificate of Deposit**
7 Tata Sons CRISIL AAA 250 2,520.65 14.71% é Eogal%Mei(hindra Bank g 2 ﬁ i 18 1 838471 %?ggzé
o xis Ban R 30. 29%
Total e 14.71% 3 Oriental Bank of Commerce CRISIL A1+ 000 930.7 24.29%
O 4 ICICI Bank ICRA Al+ 00 930.5 24.29%
%])StI;lO / Reverse Repo Investments i ggggi 88775"//2 Total 381262 9950,
- erse Repo Investmen . .429
Cash & Cash Equivalent %ﬁho / Reverse Repo Investments }ggg 83%02
Net Receivables/Payables 281.52 1.65%
Total 281.52 1.65% Cash & Cash Equivalent
GRAND TOTAL 17.138.76 100.00% Net Receivables/Payables 2.78 .08%
Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL, ’gﬁ?&lND TOTAL 3.83%:;3 10 8(8]:2

CARE, ICRA, FITCH - — — - - - - - —
Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL,

CARE, ICRA, FITCH

DSP BlackRock FMP-SERIES 66-12M
Name of Instrument Quantity Market value (X Lakhs) % to Net Assets DSP BlaCkROCk FMP-SERIES 64-1 2M

Tnvestmentin Mutual Fand Name of Instrument Quantity Market value (X Lakhs) % to Net Assets
1 DSP BlackRock Liquidity Fund Mutual Funds 6,244 100.48 1.1 l;% MONEY MARKET INSTRUMENTS
Total 100.48 1.11% Certificate of Deposit**
1 Axis Bank CRISIL A1+ 950 884.24 29.36%
MONEY MARKET INSTRUMENTS 2 Kotak Mahindra Bank CRISIL Al+ 950 81.33 29.26%
Certificate of Deposit** 3 Oriental Bank of Commerce CRISIL Al+ S 465.39 15.45%
2 Punjab National Bank CARE Al+ 2.900 2,682.71 29.53% 4 ICICI Bank ICRA Al+ S 665429 15.45%
3 CICT Bank ICRA AT 2,900 2.682.14 29.52% 5 1UCO Bank CRISIL AL+ 30 278.32 9.24%
4 UCO Bank CRISIL AT+ 2.200 2.040.98 22.46% Total 2.974.57 98.76%
5 State Bank of Hyderabad ICRA Al+ 1,700 1,572.76 17.31%
CBLO / Reverse Repo Investments 34.98 1.16%
Total 8,978.59 98.82% Total 3498 1.16%
CBLO / Reverse Repo Investments 5.00 0.06% Cash & Cash Equivalent
Total 5.00 0.06% Net Receivables/Payables %'83 .‘g)g:/@
Total d .08%
Cash & Cash Equivalent . GRAND TOTAL 3.011.59 100.00%
%f:;}ecewabl“/ Payables gi ‘(?110//0 Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL,
. .01%
GRAND TOTAL 9,085.91 100.00% CARE, ICRA, FITCH

Notes: 1 ** Non Traded / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL,
CARE, ICRA, FITCH

DSP BlackRock FMP-SERIES 68-12M

DSP BlackRock FMP_SERIES 49_3M Name of Instrument Quantity Market value (X Lakhs) % to Net Assets

3 A MONEY MARKET INSTRUMENTS
Portfolio as on August 13, 2012 Certificate of Denosit™
1 ICICI Bank CARE A1+ 500 380.35 30.40%
Sr. No. Name of Instrument Quantity Market value R Lakhs) % to Net Assets 2 State Bank of Travancore CRISIL A1+ 400 289.32 28.40%
3 Axis Bank CRISIL Al+ 400 288.33 28.38%
Cash & Cash Equivalent Total 3.958.00 87.18%
H 0,

Nt Receivables/Pavables 4.180.82 100.00% CBLO/ Reverse Repo Investments 700 0.09%
Total 4,180.82 100.00% Total 2.00 0.09%

GRAND TOTAL 4,180.82 100.00% - -

n . Cash & Cash Equivalent

Notes : * Maturity Date Net Receivables/Payables 578. 12.73%
Total 578. 12.73%
GRAND TOTAL 4.540. 100.00%

DSP BlackRock FMP-SERIE S 50-3M ggt;;!llg;zo;{;rcaﬁd / Thinly Traded and illiquid securities in accordance with SEBI Regulations 2 All corporate ratings are assigned by rating agencies like CRISIL,

Portfolio as on August 23, 2012"

Name of Instrument Quantity Market value (X Lakhs) % to Net Assets DSP BlaCkROCk FMP-SERIES 45-3M
Portfolio as on July 04, 2012*

Cash & Cash Equivalent

1 0,
¥::;]{ecewablesmavables 8, ggg; 11 )qg), ‘;) )0//:,) . No. Name of Instrument Quantity Market value (X Lakhs) % to Net Assets
GRAND TOTAL 0,150.97 100.00% -
Cash & Cash Equivalent
Notes : * Maturity Date Net Receivables/Payables 2.808.42 100.00%
Total 2.808.42 100.00%
GRAND TOTAL 2.808.42 100.00%
DSP BlackRock FMP-SERIES 58-3M Notes: Matuiy Date
Portfolio as on September 24, 2012
. . DSP BlackRock FMP-12 M-SERIES 19
Name of Instrument Rating Quantity Market value (¥ Lakhs) % to Net Assets .
Portfolio as on May 11, 2012*
CBLO / Reverse Repo Investments 3.00 0.01% .
Total 3.00 0.01% Name of Instrument Quantity Market value X Lakhs) % to Net Assets
Cash & Cash Equivalent Cash & Cash Equivalent S— -
Net Receivables/Payables 22,192.74 99.99% Net Receivables/Payables 24.823.12 0/0
Total 22.192.74 99.99% Total 24.823.12 o
GRAND TOTAL 22.195.74 100.00% GRAND TOTAL 24.823.12 Yo
Notes : * Maturity Date Notes : * Maturity Date
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DSP BLACKROCK

MUTUAL FUND

DSP BlackRock FMP-SERIES 56-3M

Portfolio as on September 17, 2012

DSP BlackRock Mutual Fund

MAFATLAL CENTRE, 10TH FLOOR, NARIMAN POINT, MUMBALI - 400021.

Half-Yearly Portfolio Statement for the period ended September 30, 2012

DSP BlackRock FMP-12 M-SERIES 20

Portfolio as on May 31, 2012"

Name of Instrument Quantity Market value (% Lakhs) % to Net Assets Name of Instrument Rating Quantity Market value (X Lakhs) % to Net Assets
CBLO / Reverse Repo Investments 4.00 0.04% CBLO / Reverse Repo Investments 5.00 0.03%
Total 4.00 0.04% Total 5.00 0.03%
Cash & Cash Equivalent Cash & Cash Equivalent

Net Receivables/Payables 9.089.85 99.96% Net Receivables/Payables 7.804.95 99.97%
Total 9.089.85 99.96% Total 7,804.95 99.97%
GRAND TOTAL 9.093.85 100.00% GRAND TOTAL 7.809.95 100.00%

Notes : * Maturity Date

Notes : * Maturity Date

DSP BlackRock FMP-SERIES 42-3M

Portfolio as on June 25, 2012"

DSP BlackRock FMP-12 M-SERIES 21

Portfolio as on June 14, 2012*

Name of Instrument Rating Quantity Market value (X Lakhs) % to Net Assets Name of Instrument Quantity Market value R Lakhs) % to Net Assets
Cash & Cash Equivalent CBLO / Reverse Repo Investments 4.00 0.07%
Net Receivables/Payables 40,913.33 100.00% Total 4.00 0.07%
Total 40,913.33 100.00%
GRAND TOTAL 40.913.33 100.00% Cash & Cash Equivalent
Net Receivables/Payables 5.432. 99.93%
Notes : * Maturity Date Total 5.432. 99.93%
GRAND TOTAL 5,436. 100.00%

DSP BlackRock FMP-SERIES 40-3M

Portfolio as on June 19, 2012*

Notes : * Maturity Date

Name of Instrument Quantity Market value (X Lakhs) % to Net Assets
CBLO / Reverse Repo Investments 5.00 0.01%
Total 5.00 0.01%
Cash & Cash Equivalent

Net Receivables/Payables 47,573.52 99.99%
Total 47,573.52 99.99%
GRAND TOTAL 47,578.52 100.00%

Notes : * Maturity Date

DSP BlackRock FMP-SERIES 35-3M

Portfolio as on May 24, 2012"

DSP BlackRock FMP-12 M-SERIES 22

Portfolio as on June 19, 2012

Name of Instrument Quantity Market value % Lakhs) % to Net Assets
CBLO / Reverse Repo Investments 4.00 0.04%
Total 4.00 0.04%
Cash & Cash Equivalent

Net Receivables/Payables 929.03 99.96%
Total 8,929.03 99.96%
GRAND TOTAL 8,933.03 100.00%

Notes : * Maturity Date

DSP BlackRock FMP-12 M-SERIES 23

Portfolio as on June 25, 2012*

Name of Instrument Rating Quantity Market value R Lakhs) %o to Net Assets Name of Instrument Quantity Market value % Lakhs) % to Net Assets
Cash & Cash Equivalent 0
Net Receivables/Payables 5,772.54 100.00% %3::10 [ Reverse Repo Investments ;gg gggn//z
Total 5,772.54 100.00%
GRAND TOTAL 5.772.54 100.00% Cash & Cash Fquivaiont
n . Net Receivables/Payables 3.636.98 99.95%
Notes: * Maturity Date Total 3,636.98 99.95%
GRAND TOTAL 3.643.98 100.00%

DSP BlackRock FMP-13 M-SERIES 4
Portfolio as on April 03, 2012"

Notes : * Maturity Date

DSP BlackRock FMP-12 M-SERIES 24
Portfolio as on July 03, 2012"

Name of Instrument Quantity Market value (X Lakhs % to Net Assets
CBLO/ Reverse Repo Investments 26.929.42 100.03% Name of Instrument Quantity _Market value  Lakhs) % to Net Assets
Total 26,929.42 100.03%
CBLO / Reverse Repo Investments 68.98 0.98%
Cash & Cash Equivalent Total 68.98 0.98%
Net Receivables/Payables (9.00) -0.03%
Total (9.00) -0.03% Cash & Cash Equivalent
GRAND TOTAL 26,920.42 100.00% Net Receivables/Payables 7.004.61 99.02%
Total 7,004.61 99.02%
Notes : * Maturity Date GRAND TOTAL 7,073.59 100.00%

DSP BlackRock FMP-12 M-SERIES 18
Portfolio as on April 03, 2012*

Notes : * Maturity Date

DSP BlackRock FMP-12 M-SERIES 25

ing ity A2 ’g akhe o, .
Name of Instrument Rating Quantity Market value (X Lakhs) % to Net Assets Portfolio as on July 1 9’ 2012~
CBLO / Reverse Repo Investments 73.313.64 93.00%
Total 73,313.64 93.00% Name of Instrument Quantity Market value (% Lakhs) % to Net Assets
Cash & Cash Equivalent CBLO / Reverse Repo Investments 2.00 0.02%
Net Receivables/Payables 5.521.2 7.00% Total 2.00 0.02%
Total 5,521.2 7.00%
GRAND TOTAL 78,834.85 100.00% Cash & Cash Equivalent
Net Receivables/Payables 2.825.43 99.98%
Notes : * Maturity Date Total 2.825.43 99.98%
GRAND TOTAL 2,827.43 100.00%

DSP BlackRock FMP-SERIES 7-12M

Portfolio as on August 30, 2012"

Name of Instrument Quantity Market value  Lakhs) % to Net Assets
CBLO / Reverse Repo Investments 5.00 0.02%

Total 5.00 0.02%

Cash & Cash Equivalent

Net Receivables/Payables 25.742.68 99.98%

Total 25,742.68 99.98%

GRAND TOTAL 25,747.68 100.00%

Notes : * Maturity Date

Notes : * Maturity Date

DSP BlackRock FMP-SERIES 10-12M
Portfolio as on September 20, 2012

Name of Instrument Rating

Quantity

Market value (X Lakhs)

% to Net Assets

Cash & Cash Equivalent

Net Receivables/Payables 0.704.6 100.00%
Total 0.704.6 100.00%
GRAND TOTAL 0.704.6 100.00%

Notes : * Maturity Date

DSP BlackRock FMP-12 M-SERIES 26

Portfolio as on August 01, 2012"

Name of Instrument Rating Quantity Market value (X Lakhs) % to Net Assets
CBLO / Reverse Repo Investments 8.00 0.17%
Total 8.00 0.17%
Cash & Cash Equivalent

Net Receivables/Payables 4.684.84 99.83%
Total 4,684.84 99.83%
GRAND TOTAL 4,692.84 100.00%

Notes : * Maturity Date

DSP BlackRock FMP-SERIES 12-12M

Portfolio as on September 24, 2012

Name of Instrument Rating Quantity Market value (X Lakhs) % to Net Assets
CBLO / Reverse Repo Investments 3.00 0.02%
Total 3.00 0.02%
Cash & Cash Equivalent

Net Receivables/Payables 9.229.20 99.98%
Total 9,229.20 99.98%
GRAND TOTAL 9,232.20 100.00%

Notes : * Maturity Date

DSP BlackRock FMP-SERIES 6-12M

Portfolio as on August 21, 2012"

Name of Instrument Quantity Market value (X Lakhs) % to Net Assets
CBLO / Reverse Repo Investments 1.00 0.01%
Total 1.00 0.01%
Cash & Cash Equivalent

Net Receivables/Payables 4.782.06 99.99%
Total 4,782.06 99.99%
GRAND TOTAL 4,783.06 100.00%

Notes : * Maturity Date

DSP BlackRock FMP-SERIES 29-3M

Portfolio as on April 10, 2012

Name of Instrument Rating Quantity Market value % Lakhs) % to Net Assets
CBLO / Reverse Repo Investments 12.00 0.16%
Total 12.00 0.16%
Cash & Cash Equivalent

Net Receivables/Payables 7.652.96 99.84%
Total 7,652.96 99.84%
GRAND TOTAL 7.664.96 100.00%

Notes : * Maturity Date

DSP BlackRock FMP-SERIES 30-3M
Portfolio as on April 18, 2012"

Name of Instrument Rating Quantity Market value X Lakhs) % to Net Assets
CBLO / Reverse Repo Investments 8.970.03 102.08%
Total 8,970.03 102.08%
Cash & Cash Equivalent

Net Receivables/Payables (182.85) -2.08%
Total (182.85) -2.08%
GRAND TOTAL 8,787.18 100.00%

Notes : * Maturity Date

DSP BlackRock FMP-SERIES 33-3M

Portfolio as on May 15, 2012*

Name of Instrument Rating Quantity Market value X Lakhs) % to Net Assets
CBLO / Reverse Repo Investments 28,638.73 102.03%
Total 28,638.73 102.03%
Cash & Cash Equivalent

Net Receivables/Payables (570.12) -2.03%
Total (570.12) -2.03%
GRAND TOTAL 28,008.61 100.00%

Notes : * Maturity Date
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DSP BlackRock Mutual Fund

MAFATLAL CENTRE, 10TH FLOOR, NARIMAN POINT, MUMBALI - 400021.

DSP BLACKROCK
MUTUAL FUND

Half-Yearly Portfolio Statement for the period ended September 30, 2012

DETAILS OF INVESTMENTS IN DERIVATIVE INSTRUMENTS

Hedging Positions through Futures as on 30th September 2012 : Nil

For the period 01st April 2012 to 30th September 2012, following hedging transactions through futures have been squared off/expired :

Scheme Total Number of contracts where futures Total Number of contracts where futures Gross Notional Value of contracts where Gross Notional Value of contracts where Net Profit/Loss value on all contracts
were bought were sold futures were bought futures were sold combined

DSP BlackRock India T.I.G.E.R Fund# 752 752 99,982,788.00 96,714,650.20 (3,268,137.80)

DSP BlackRock Opportunities Fund 336 336 40,599,600.00 39,324,022.20 (1,275,577.80)

DSP BlackRock MIP Fund~ 238 238 63,294,648.20 61,008,845.90 (2,285,802.30)

DSP BlackRock Natural Resources and New Energy Fund 65 65 13,037,397.80 12,282,400.00 (754,997.80)

DSP BlackRock DAF” - Series 3 - 36M 48 48 12,752,148.00 12,310,650.40 (441,497.60)

Other than Hedging Positions through Futures as on 30th September 2012

Scheme Underlying Long / Short Futures Price when purchased Current price of the contract Margin maintained in Rs. Lakhs Total exposure due to futures (non hedging positions) as a percentage of net assets
DSP BlackRock India T.I.G.E.R Fund# JAIPRAKASH ASSOCIATES Long 82.20 81.40 16.48 0.05%
LTD
DSP BlackRock Opportunities Fund JAIPRAKASH ASSOCIATES Long 82.20 81.40 3.96 0.03%
LTD
DSP BlackRock Top 100 Equity Fund NIFTY Long 5,705.67 5,729.55 963.70 2.95%

For the period 01st April 2012 to 30th September2012, following non-hedging transactions through futures have been squared off/expired :

Scheme ) Total Number of contra.cts where Total N.umber of contracts where Total Nu.mber of contracts where Gross Noti_onal Value of contracts where Gross Notim.lal Value of contracts where Net Profit/Loss vall'le on all
futures were bought (opening balance) futures were bought futures were sold futures were bought futures were sold contracts combined

DSP BlackRock Equity Fund 1,520 10,190 11,710 2,977,536,942.95 2,952,466,972.38 (25,069,970.65)
DSP BlackRock India T.I.G.E.R Fund# - 4,226 4,226 1,071,190,103.30 1,049,021,053.53 (22,169,049.81)
DSP BlackRock Opportunities Fund - 619 619 160,184,263.11 161,998,305.82 1,814,042.71
DSP BlackRock Small and Mid Cap Fund 71 1,199 1,270 331,897,579.07 307,494,449.63 (24,403,129.51)
DSP BlackRock Top 100 Equity Fund 12,501 91,730 104,231 26,768,637,148.80 27,031,516,630.72 262,879,481.75
DSP BlackRock Balanced Fund 282 1,949 2,231 567,516,982.94 562,625,357.50 (4,891,625.44)
DSP BlackRock MIP~ Fund - 882 882 249,685,936.03 246,488,253.07 (3,197,682.96)
o ;yl*;cfri“k Natural Resources and New - 206 206 49,549,738.23 49,080.479.50 (469,258.73)
DSP BlackRock FOCUS 25 Fund - 5,510 5,510 1,418,158,273.05 1,405,472,627.83 (12,685,045.12)
DSP BlackRock DAF” - Series 3 - 36M - 174 174 49,822,841.40 49,128,235.14 (694,606.26)

Hedging Positions through Put Options as on 30th September 2012 : Nil
For the period 01st April 2012 to 30th September 2012, hedging transactions through options which have been squared off/expired : Nil

Other than Hedging Positions through Options as on 30th September 2012 :

Total exposure through options as a

Scheme Underlying Call/Put Number of Contracts Option Price when purchased Current Option Price S e
DSP BlackRock Equity Fund NIFTY NIFTY Put Oct 12 3134 64.80 4.50 0.00%
DSP BlackRock Equity Fund NIFTY NIFTY Put Dec 12 4964 191.38 33.15 0.03%
DSP BlackRock India T.I.G.E.R Fund# NIFTY NIFTY Put Dec 12 4150 222.45 33.15 0.04%
DSP BlackRock Opportunities Fund NIFTY NIFTY Put Dec 12 1192 226.38 33.15 0.04%
DSP BlackRock Small and Mid Cap Fund NIFTY NIFTY Put Oct 12 1442 64.78 4.50 0.00%
DSP BlackRock Small and Mid Cap Fund NIFTY NIFTY Put Dec 12 2306 191.84 33.15 0.03%
DSP BlackRock Top 100 Equity Fund NIFTY NIFTY Put Oct 12 4196 64.80 4.50 0.00%
DSP BlackRock Top 100 Equity Fund NIFTY NIFTY Put Dec 12 6593 191.00 33.15 0.03%
DSP BlackRock Balanced Fund NIFTY NIFTY Put Oct 12 583 64.80 4.50 0.00%
DSP BlackRock Balanced Fund NIFTY NIFTY Put Dec 12 933 191.86 33.15 0.02%
DSP BlackRock MIP~ Fund NIFTY NIFTY Put Oct 12 357 64.69 4.50 0.00%
DSP BlackRock MIP~ Fund NIFTY NIFTY Put Dec 12 251 131.14 33.15 0.01%
DSP BlackRock Natural Resources and New Energy Fund NIFTY NIFTY Put Dec 12 261 228.60 33.15 0.04%
DSP BlackRock FOCUS 25 Fund NIFTY NIFTY Put Oct 12 516 64.80 4.50 0.00%
DSP BlackRock FOCUS 25 Fund NIFTY NIFTY Put Dec 12 827 191.99 33.15 0.03%
DSP BlackRock DAF” - Series 1 - 36M NIFTY NIFTY Call Dec 14 3319 1,093.45 1,140.00 19.73%
DSP BlackRock DAF” - Series 2 - 36M NIFTY NIFTY Call Dec 14 2615 1,146.40 1,270.30 21.03%
DSP BlackRock DAF” - Series 3 - 36M NIFTY NIFTY Put Oct 12 69 64.80 4.50 0.00%
DSP BlackRock DAF” - Series 3 - 36M NIFTY NIFTY Put Dec 12 49 132.07 33.15 0.01%
DSP BlackRock DAF” - Series 4 - 36M NIFTY NIFTY Call Jun 15 3020 1,139.02 1,780.85 27.51%
DSP BlackRock DAF” - Series 5 - 36M NIFTY NIFTY Call Jun 15 3615 1,138.83 1,390.00 22.87%

For the period 01st April 2012 to 30th September 2012, following non-hedging transactions through options have been squared off/expired/excercised :

Scheme Underlying Call/Put Total Number of contracts entered into Gross Noti(e):::lelr\e’:l;l:t((:f contracts Net Profit/Loss value on all clﬁsst)racts (treat premium paid as
DSP BlackRock Equity Fund NIFTY Put 77,659 160,560,302.62 (154,268,476.46)
DSP BlackRock India T..G.E.R Fund# NIFTY Put 12,377 32,539,688.87 (32,539,688.87)
DSP BlackRock Opportunities Fund NIFTY Put 4,928 10,314,938.38 (10,314,938.38)
DSP BlackRock Small and Mid Cap Fund NIFTY Put 35,674 73,645,092.84 (70,771,513.12)
DSP BlackRock Top 100 Equity Fund NIFTY Put 100,722 208,990,930.71 (200,962,548.35)
DSP BlackRock Balanced Fund NIFTY Put 14,691 30,291,804.91 (29,100,414.88)
DSP BlackRock MIP~ Fund NIFTY Put 7,421 15,863,089.36 (15,514,110.16)
DSP BlackRock Natural Resources and New Energy Fund NIFTY Put 167 610,842.26 (610,842.26)
DSP BlackRock FOCUS 25 Fund NIFTY Put 7,756 19,723,663.54 (19,723,663.54)
DSP BlackRock DAF” - Series 3 - 36M NIFTY Put 1,518 3,327,892.27 (3,327,892.27)
DSP BlackRock Equity Fund NIFTY Call 4,491 13,330,231.11 (13,330,231.11)
DSP BlackRock India T.I1.G.E.R Fund# NIFTY Call 9,066 22,949,815.16 (22,949,815.16)
DSP BlackRock Small and Mid Cap Fund NIFTY Call 2,062 6,112,768.07 (6,112,768.07)
DSP BlackRock Top 100 Equity Fund NIFTY Call 5,773 17,420,078.58 (17,420,078.58)
DSP BlackRock Balanced Fund NIFTY Call 850 2,545,894.50 (2,545,894.50)
DSP BlackRock MIP~ Fund NIFTY Call 393 1,164,850.04 (1,164,850.04)
DSP BlackRock Natural Resources and New Energy Fund NIFTY Call 1,301 3,675,647.13 (3,675,647.13)

Hedging Positions through swaps as on 30th September 2012 : Nil
Note : In case of derivative transactions, end of the day position on the date of such transaction is considered as the basis to assess the nature of transaction as hedge / non-hedge .
# The Infrastructure Growth and Economic reforms Fund ~ Monthly income is not assured and is subject to availability of distributable surplus. “Dual Advantage Fund. For complete dividend history of the Schemes, please visit dspblackrock.com

Statutory Details: DSP BlackRock Mutual Fund was set up as a Trust and the settlors/sponsors are DSP ADIKO Holdings Pvt. Ltd. & DSP HMK Holdings Pvt. Ltd. (collectively) and BlackRock Inc. (Combined liability restricted to Rs. 1 lakh).
Trustee: DSP BlackRock Trustee Company Pvt. Ltd. Investment Manager: DSP BlackRock Investment Managers Pvt. Ltd. Risk Factors: Mutual funds, like securities investments, are subject to market and other risks and there can
be no assurance that the Scheme’s objectives will be achieved. As with any investment in securities, the NAV of Units issued under the Scheme can go up or down depending on the factors and forces affecting capital markets. Past
performance of the sponsor/AMC/mutual fund does not indicate the future performance of the Scheme. Investors in the Scheme are not being offered a guaranteed or assured rate of return. Each Scheme/Plan is required to have (i) minimum 20
investors and (ii) no single investor holding>25% of corpus. If the aforesaid point (i) is not fulfilled within the prescribed time, the Scheme/Plan concerned will be wound up and in case of breach of the aforesaid point (ii) at the end of the prescribed
period, the investor’s holding in excess of 25% of the corpus will be redeemed as per SEBI guidelines. The names of the Schemes do not in any manner indicate the quality of the Schemes, their future prospects or returns. For investment
objectives, asset allocation, exit load structure, scheme specific risk factors and other details, please refers the relevant Scheme Information Document (SID) and Key Information Memorandum cum Application Forms, which are available on the
website, www.dspblackrock.com, and at the ISCs/Distributors.

Mutual Fund investments are subject to market risks, read all scheme related documents carefully.
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